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n WHOWKATOPbI IONTOBOIO PbIHKA

WHaekebl 3HayeHve N3m-e Boinyck Mokynka Mpopaxa WNam-e YTM, %
RUB/USD 27.10 0.0530 )] 003 25057 103.50 103.62 0.17 6.41
EUR/USD 1.2605 0.0078 ) Od3 25058 100.48 100.55 -0.01 6.16
MIBOR, % 5.28 2.92 )] 0d3 46020 99.40 99.52 -0.18 7.06
OCTATKN HAKIC B LIB, 3285 7.9 )] Mrop44-06 107.85 108.20 -1.20 7.21
MJIPL. PYB.

HE®Tb (URALS) 65.05 -0.06 17 Moc.o6n.68 105.70 105.75 -0.11 7.69
30M0TO 584.95 1.95 ) Moc.o6n.58 106.60 106.80 0.20 7.46
EMBI+ 360.24 -0.43 Vv HuxropO6n2 104.00 104.30 -1.10 7.40
EMBI+ CMPEQ 232 5 L) FA3MPOM A4 102.80 103.40 -0.10 7.26
EMBI+RUSSIA 409.39 -0.36 v HIK UTEPA 101.10 101.27 0.04 8.97
EMBI+RUSSIA CNPE[ 127 1 ) rnMocCrp-2 100.10  100.25 -0.20 11.70
MICEX RCBI 100.78 -0.01% v FOTK-03 06. 100.90 101.19 -0.30 10.32
MICEX OEBEMBI, MJTH. PYB. BUPXA PMnc PEMO  poccus 30 10525  105.38 -0.35 6.53
KOPMOPATUBHbLIE 759.90  4242.89 409446 UST 10 99.19 99.23 -0.08 5.23
MYHULUNANBHBLIE 31353  1650.66 2357.83 TA3MPOM 13 111.50 0.00 0.1 7.20
FOCYAAPCTBEHHBIE 993.81 BAHK MOCKBbI 09 101.30 101.87 -0.86 7.77

M BHYTPEHHMM ONFOBOW PLIHOK

» Buepa Ha BHYTPEHHEM [LOJIFOBOM PbIHKE HEAKTWBHbIE MPOAAXKW MPOAOSIKUINUCD.
CunbHee Bcex mnocTpajanu Haubosiee KauyecTBEHHble [J/IMHHble Oymaru W
MyHWLMnNanbHbik cektop. Mo pagy 6Oymar Habniopanocb [AOCTATOYHO CepbesHoe
CHWXeHWe KOTMPOBOK, OfIHAKO B LIE/IOM MAacCoBbiX Npojax He Habnopanocb. OfauH
U3 nngepos no obopotam B KopropaTtusHoM cekTope, 1-i Bbinyck HK «PyccHedpTb»
notepan 0,27%, noxogHocTb K odepTe ucnonHeHuem B gaexkabpe 2008 ropa
Bbipocna Ha 13 6.n. go 9,27% rogoebix. [lOXOOHOCTb K MOraweHWIo BbinycKa
Fasnpom-A6 (-0,55) noackounna Ha 21 6.n. go 7,37% ropoebix. Mocksa-44 ynana
Ha 1,2%, noxomHocTb K noratwleHuio Bbipocaa Ha 18 6.n. go 7,21% roposbix.

» [lo Hawum pacueTam KanuTasu3auusi KOPNOPaTUBHOrO CEKTOpa CHWU3WIAacb Ha
0,06%, mynuumnanbHoro — Ha 0,27%. MeHblue Bcex nocTpajan rocynapCTBEHHbIN
CEKTOp, CHWXeHWe KanuTanusauuum coctasuno Becero 0,01%. Mpu  3tom
kanutanusauna 10 Haubonee NMKBUAHBIX BbINYCKOB Bbipocia Ha 0,02%.

OcHoBHble NpUYMHbI pPOCTa AOXoAHOCTeH — pocT cTaBok Ha MBK go 4 - 5,85% hHa
chOHe KpYMHbIX HAMOrOBbIX BbINJAT U HEONAronpuUATHas BHELLUHSAS KOHBIOHKTYpa.

» [py3 HeonpeaeneHHOCTU OTHOCWUTENbHO JanbHewwwen nonutuku OPC po camoro
3aceganus FOMC, kotopoe npouget 28-29 uioHsA, NPOJOIKUT OKasblBaTb [OaB/eHWE
Ha KOTMPOBKW. XoTa 6naronpusaTHble hakTopbl (OXKUOAHWUA YKpennenua pybéna,
[lOCTAaTOYHO BbiCOKas pybneBas NMKBUAHOCTb) MO-NPEXHEMY OCTalOTCA B CUAE, Hall
B3rNIA4 Ha PbIHOK Ha GAMXKalluMe HECKOJIbKO [HeW OCTaeTcsi YyMepeHHO-HeraTUBHbIM.
B cnoxuBlMXCS yCnoBusx Haubonee BEpOATHbIMWM BapuaHTaMM Pa3BUTHA CODbITUM
NPeAcTaBnsAloTCs NMBO BANble TOPrM Ha TeKYWMX YPOBHAX, MO0 NpogomKeHue
NOCTENEHHOro POCTa YPOBHA AoxoaHocTel. Bmecte ¢ Tem npogaxu spag v OyayT
aKTUBHbIMW, B MEPBYIO ouepellb OHU MOFYT 3aTPOHYTb Haubonee KauyecTBEHHble
BbINYCKM C [ONMHHOW paopauued. Kak Mbl Mornu Habniopatb, nioboe yxyalieHue
BHYTPEHHUX (PaKTOPOB, KaK KpaTKOBpPEMEHHbIM pocT ctaBok Ha MBK, nposouupyet
CHWXXEHWE KOTHMPOBOK.
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n BHELIHWE [OJITOBbIE PbIHKA

Cnpaa Poccun-30 k UST-10, 6.n.

138 » Us-treasuries. BHelwHWI [ONroBOH PbIHOK CTaBUAM3MPOBANCA HA AOCTUrHYTbIX
EZ YPOBHSX. [aHHble no CTpPOWTENbHOMY pPbIHKY OKa3a/iiCb Jydlle MNpOorHo30B
129 aHanuTukos. Mpopaskn Hoebix gomos B CLUA Bbipocnu Ha 4,6 % no cpaeHeHwo ¢
126 anpenem po 1,234 mnH pomoB. Bmecte ¢ TeM [paHHble 3TOW Hemenu BpPSg S

Eg CnocobHbl KapAuHaJbHO W3MEHWTb KapTUHY pbiHKa. [NlaBHbIM Ha MoBecTKe AHS

1 sBnsietcs 3acenarnne OPC.
114 C yTtpa 2-xnetHue us-treasuries Toprylotcsa Ha yposHe 5,25% roposbix (-2 6.n.) no
11 NIOXOAHOCTH, 5-neTHue — Ha yposHe 5,21% (Hynesoe uameHenue). JoxoaHoctb 10-

182 netHux obnuraumk cocrtaenser 5,23% (Hynesoe uameHenue), 30-nethux — 5,27%

100 (+2 6.n.)
99 » OcHOBHbIM cOBObITUEM 3TOW Hepdenu, W, 6e3 npeyeesMueHUs, 3TOTO MecAua,
9% ctaHeT 3acefnaHve Komuteta no oTkpbiTbiM pbiHkam CLUA. MpakTuuecku HUKTO yxKe

nek-05  aHB-06 ¢es-06 map-06 anp-06 wmain-06 uoH-06 v
HE COMHEBaeTCa B TOM, YTO CTaBKa B ouepefHol pa3 byaer nosbiweHa Ha 25 6.n. B

Cipon KopnopaTuBH X 06 e  Moorse LIEHTPEe BHUMaHWs PbIHKOB ByaeT odMLMabHbIA Npecc-penis, cofepKaHie KOToporo
325 3afjacT HanpaBfieHMe pPbiHKY 0O Hayafna asrycra, cregywooulero 3acegaHus OPC.
300 YuutbiBas MHOFOUYWUC/IEHHDBIE «AHTUUHMPAALMOHHDBIE» BbICKa3blBaHWS MNpeacTaBUTesen
depepasbHOro  pesepBa, HauMHas C npegacepatens bena  BepHadke,
[EKNIapUPYEMYIO MOJIMTUKY, HanpasjeHHYI0 Ha WH(OPMaLMOHHYIO NPO3PadYHOCTb,
250 CMsryeH1e ToHa npecc-penin3a 6bi10 Bbl CAMLIKOM HEOXMAAaHHbIM NOBOPOTOM,
Bmecte c TemM BecbMa BepoOATHbIM MNpefAcTaBaseTcs BapuaHT, B Kotopom @OPC
OCTaBUT (DOPMYJIMPOBKU MPAKTUUECKM HEW3MEHHbIMU. TOT (paKT, YTO TEMMbl pocTa
200 CTaHOBATCS Bonee ymepeHHbIMH, BeposTHO, Byner oTMeueH. OCHOBHOM ke WHTepec
175 NPeACTaBNAOT KOMMeHTapuu no uHdnsaumu. Ha malickom sacepanuu 6bino ykasaHo,
UTO AasibHelllee y>KeCTOHeHWe MOHETAPHOM MOJIMTUKK BCE ellle MOXET NoHanobuTbhes
ana 6opbbbl ¢ UHDAAUMOHHBIMK puckamu. [Npu atom KomuteT noguepkHyn, uTto
125 cTeneHb U BPeMA Kakoro-Mbo yskecToueHus ByayT B 3HAUMTE/IbHOM Mepe 3aBuceTb
Aecds mrech Fem0D vpe ampon wense mewne OT MOCTYNaIoLMX 3KOHOMMYECKMX faHHbiX. [ofobHas dopMynuposka Gbina BecbMa
ynobHa Torga, M oHa Takxke ynobHa ceduac, Tak Kak passsasbiBaeT pyku ®PC ans
nobbix panbHedWMX AewcTBuid. B aToM cnyuae BnioTb A0 aBrycra pbiHOK >KOeTr
[LOCTOWHOE NPOJOJIKEHUE CUTyauuH, KOTOPYIO MOXHO 6bino Habnogartb ¢ TeueHue

275

225

150

MaTepouyka k Mocksa 36

KopnopaTuBHbIin CEerMeHT

Tuzepbi 060poToB nocsefHUX NOyTOpa MeCALEB — HEPBHble BONMATWU/IbHbIE TOPrM U pe3Kas peakuus Ha
O6opoTbl, MIH. py6. MN3meHeHne MaKpOCTaTUCTUKY CLUA.

(Bupxa + PMC) cToumocTy, % » BwmecTe c TeM ocTaeTcs MecTO W [/ «CIOPNPU30B», KakK MPUATHbIX, TakK W
AVDKK 306 527.50 0.00 " HenpusaTHbIX. Bonee >xkecTkMe OpPMYMPOBKM, Kacatlowmecs 6a3oBoW MHNAUMK,
PyccHedTs1 318.81 20.27 7 MOryT CMpOBOLMPOBaTb AasibHEMWHWH pPOCT [LOXOOHOCTEM us-treasuries W BOJIHY
FA3MPOM A4 300.58 -0.10 W npopax 6yMar emerging markets.
roTaK2 255.91 0.06 v » HeratueubiM gns EM takoke sBnsetcsa Hapacrtaiolwas BOJIHA MOBbILEHWS CTaBOK
CASTIPOM AB 240,65 055 v no Bcemy mupy. Cnegom 3a CLUA acracety no  «aHTUMHAALUOHHBIM»
Mmoo 1 a1 000 R BbiCKa3biBaHWsM npuHsan ELB. qupav ouepeAHble €ro npeAcTasuTeNd ykasanu Ha

HeobxoanmocTe 6opbbbl ¢ MHDAUMen. XKeCTKUi KOMMeHTapui (NPOLMTUPOBAHHbIM
MOMA 01 167.00 0.00 t Bloomberg) npossydan ot uneHa npasneuus ELIB Msa Mepwa. Mepw otmetun, uto
PX[-0606n 159.64 010 * EUB Hukorpa He roBopus, uTo MOBbIWAET CTABKY TOJIbKO pa3 B TpPU Mecsua Ha 25
Metsason 149.85 0.40 ) 6a3uCHbIX MYHKTOB, HE MCK/IOYEHO MoBblleHWe cTasku M Ha 50 6.n. Bonee Toro, B
10TK-04 06. 133.43 0.00 ¢ «TOHKY» MOXET BKAuuTbcs M Anonus. Mo cnosam uneHa ynpaBasiowero coseTa

Banka Anonun Auycu MupsyHo, Ha MionbckoM 3acenaHuu LlenTpobaHka LeHbl OyayT
Nugepsb! pocTalnagenus: urpatb Bonee 3HauuTenbHylo, Yem paHee, ponb. OH pobasun, uto HecTabunbHas B
nocnegHee BpeMs CTaBKa peno He [JO/KHA ObiTb NMPUUMHOW ANs  yOepyKaHus

Pocr, % Manenve, % K/IIOYEBOW CTaBKW Ha HY/I€BOM YPOBHe.
230 HOMOC 68 » Buepa espoobavraumu EM npomomkunu nocteneHHoe nagenuve. MUHaekc
0.74 Moco6nraat eBpoobnuraumit passuBaiolmxca crpaH EMBI+ cHuaunca va 0,37%, EMBI+ cnpag
0.50 CesCtABTO pacwmpuics Ha 4 6.n. o 232 6.n. POCCUMWCKMM CerMeHT BbIrNsaen ydwe Lpyrux
045 ALBK-MHS 2 ctpan EM. Mo wutoram gHs EMBI+ Russia cHuaunca 0,13%, EMBI+ Russia cnpap He
0.40 Mersagoa uameHwscs, coctasus 127 6.n. Eepoobnuraumn «Poccusa-30» celuac Topryotcs Ha

Toanomau-1 450 ypoeHe 6,54% rogoebix no goxogHoctu co cnpagom k UST-10 131 6.n.

Owmena 01 -4.00

LHT-01 06n -2.20

CTUHuH-01 -1.55

PycAn®-38 -1.20
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Cnpagbl EMBI+ 1 EMBI+Poccus, 6.n.
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M HOBOCTM JONTOBOTO PhIHKA

» 3onoto Cenurpapa. Pasmewenue 1-i cepun obnuraumi OAQO «3onoto
Cenvrpapa» obbemom 300 maH. pyb. HauHeTcs 4 wiona 2006 ropa.

» AnteuHas cetb 36,6. Pasmeuwienne pebioTHOro Bbinycka oGsMrauMi KomnaHuu
OAO «AnteunHas cetb 36,6» HasHaueHo Ha 4 wona 2006 roga. O6beM Bbinycka
coctaenset 3 mnpa. py6.

» [lpomtpaktop-PuHaHc. OO0 «[MpomTtpakTop-PUHaHC» ycTaHOBMAA CTaBKy no 3
KynoHy obnuraumi 1-i cepuun B pasmepe 9,75% ronosbix.

» Bonratenekom. Mo coobuieHuo reHepasabHOro L1peKTopa OAO
«Bonratenekom» Ceprea OmenbueHko, pasmelleHune 4-u cepun obnuraumin OAO
«Bonratenekom» 3annaHuposaHo Ha ceHTsbpb 2006 roga. HanomHuum, uto paHee
pasMelleHue npennonaranoch ocyuiecteutb netom 2006 roga. Mnanupyembiii 06bem
Bbinycka cocTasnset 3 mnph. py6. Cpok obpauenus - 7 net. Boinyck npegnonaraet
aMOPTU3aLHUOHHYIO CTPYKTYPY MOraLleHus.

» A6conor baHk.  Pasmeuwienne 2-it cepumn obnuraumin AKB «Abconiotr BaHk»
obbemom 1 mnpa. py6. HauHetca 3 wiona 2006 roga.

» YBPuP-puHaHc. Pasmewenne obnuraumin 000 «YBPuUP-cbuHaHc» 2-i cepuu
nepeHeceHo Ha 6 uiona 2006 ropa. PaHee pasmelyeHWe NiaHWPOBANOCh NPOBECTH
28 uioHs.

M KPEOWTHBIE PEATUHI

» Cb6epbaHk. AreHtctBo  Moody's  NpPUCBOMAO  JONAFOCPOYHbIM  PEMTHHT
obsszarenbcTte B MHOCTpaHHOM Banote «A2» Bbinycky HoT SB Capital, kotopbie
OyayT HanpasseHbl Ha puHaHcuMpoBaHWe 3aima C6epbanka Poccuu. [MporHos
perTUHra — «CTabunbHblM». [epBbld BbINYCK CTaplwMx HeobecneueHHbIX HOT nog
6,48% ropoebix c norawenwem 15 mas 2013 ropga BbinyckaeTca B pamkax
nporpammbl Ha obwyto cymmy $10 mnpg. O6bem Bbinycka coctasut $500 MH.
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.' KANEHOAPbL COBbITUN HA 0ONTOBOM PbIHKE

Kypc py6ns
290 CErofHs
28.8
28 nion 06 Ynnarta Hanora Ha npuobinb
286
284 28 mioH 06 ;
- OuepepHoe 3acenanue komuceun FOMC. PaccmoTperue Bonpoca 06 U3MeHeHUN y4eTHOM CTaBKu
28.2 29 mioH 06
28.0 4 vion 06 BeixogHoit fetb B CLUA (deHb HesasucumocT)
218 7 wion 06 Hayvano cammura "G-8" 8 Cankr-TMetep6ypre (npoanutes ao 13.07.2006)
276
27.4
M KANEHOAPL MEPBUYHOMO PbIHKA
27.0
26.8 [ata OMUTEHT, cepus Bbinycka O6bem, MnH.  Cpok obpallyeHns
26.6
HOs1.05 nek.05 sHB.06 heB.06Map.06 anp.06 Maii.06 uioH.06 CErogHA Arpokom, 01 1500 5 net/1 rog
ponnaplpyon: oopolPYON, (ana crpasa) 29 ok 06 Tynbckas o6nacts, 31001 1500 3roa
[vHamMuka BamioTHbIX PbIHKOB
121.0 1.16
120.0 1.7
119.0 118
CTATUCTWKA CLLA
1.20
17.0 1.21 Mocn.  Oxupaemoe [Mpowrnoe — dakTnyeckoe
116.0 fara Mokasatens
122 nepuog 3HayeHe  3HaueHue 3HaueHne
115.0 1.23
1140 124 | 12wioH 06 Canbpgo denepansHoro Giopxeta, MApa. Aonn. mai1.06 -39.00 -35.42 -42.83
1.25 R
113.0 21 13 ion 06 WHcpnauus - Core PPl (0umLieHHas oT BAMSHWS LieH Ha Wit 06 0.20% 0.10% 0.30%
112.0 e NPOLOBONBCTBUE W SHEPrETHKY)
11.0 108 | 13 wioH 06 Retail sales, uckntouasi asromobunu, m-t-m mai1.06 0.50% 0.80% 0.50%
110.0 1.29
1000 o 14 moH 06 WHdbnsauus, 6e3 yyeta Lé:esl Ha 3HEproOHOCUTENM U Wit 06 0.20% 0.30% 0.30%
nek-05 aHB-06 hes-06 map-06 anp-06 Main-06 wuoH-06 MPOACBONECTBUE (Core )
JPY/USD USD/EUR (wkana cnpasa) ital Net FI )
15 ok 06 Cuet gBimkeHus kanutana (Capital Net Flow), mnpg, anp.06 70.40 6.7
ponn.
HedTb 15 mioH 06 V/IHAeKC NpOMbILLNEHHOMO NPOM3BOACTCTBA mai1.06 0.20% 0.80% -0.10%
77.0
75.0 16 vion 06 ﬂ,e(.bll/ILl,MT cyeTa TekyLumx onepauuii (Current-account 16, 05 922,00 24.88 208.70
73.0 deficit), canbpo
71.0
69.0 26 nioH 06 CratucTuka npogax Hosbix AomoB (New Home sales), % mai1.06 1150.0 1180.0 1234.0
67.0
65.0 " i
o CErOmHA H,U,(.EKC HOTPGGVITel'IbCKOVI yBepeHHocTv (Consumer 1oH.06 10350 103.20
o10 confidence index)
59j0 29 uioH 06 O®uHanbHas ouerka BBI (GDP-final) 1 k8.06 5.30%
57.0 29 nioH 06 Mpubbiny kopropauui (revised) 1 k8.06
zzz 30 wion 06 WHpaeke notpebutensckux pacxonos (PCE core) mai1.06 0.20%
51.0
49.0
nek-05  sHB-06 heB-06 map-06 anp-06 man-06 wioH-06
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KPUBbIE JOXOLHOCTEWN toHs 200

Kpusasi doxodHocmu cybghedepasnibHbIX U MyHUYUNaabHbIX obnuzayuli
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PbIHOK PYBJIEBbIX OBNUTALIUIA 27 nioHa 2006 r.

OMUTEHTbI OBBLEMbI MOrALUEHUE/ BbIKYT1 LEHA U3MEHEHUE,%  [OXOQHOCTb,% [OIOPALNA

OBopor Obwem, Kynon,%  MMoraiwexve OdpepTa Aeit po
MIH. py6.  MIH. pyb. noratueHus

Umoau mopzaoe 2ocydapcmeeHHbIMU 0bn1u2ayusimu

Mokynka lMpopaxa AeHb Hepens mecsiL HKO Tekywas Knoraw. Kodepte [Oiop.ner. Moga. aop

ObP 02 0.0 - - 23.06.2009 15.09.2006 1093 0.00 0.00 { 0.00 0.00 0.52 - - 0.38 518 i 0.22 0.21
OBP 03 13.0 - - 22.09.2009 15.12.2006 1184 { 97.66 97.77 i 0.00 -0.02 0.50 - - 0.70 4.91 0.47 0.45
O®3 25057 73.6 40817 : 7.40 20.01.2010 - 1304 :103.50 103.62: 0.16 -0.05 -0.62: 1237 7.14 6.41 - 3.14 2.95
O®3 25058 152.8 40655 6.30 30.04.2008 - 674 :100.48 100.55; -0.01 -0.02 046 : 932 6.27 6.16 - 1.74 1.64
O®3 25059 27.6 8985 i 6.10 19.01.2011 - 1668 : 98.30 98,53 -0.07 0.00 0.11 { 10.19 6.19 6.63 - 3.98 3.73
O®3 25060 9.9 14898 : 5.80 29.04.2009 - 1038 : 98.61 98.70: 0.00 0.15 046 : 858 588 6.45 - 2.62 2.46
O®3 26198 34.4 42117 6.00 02.11.2012 - 2321 19545 9561 : -024 -0.01 0.35 3847 6.28 6.87 - 5.25 4.91
O®3 27019 0.0 8800 (10.00 18.07.2007 - 387 0.00 10545 0.00 0.00 -0.66: 43.56 9.57 5.69 - 0.99 0.94
O®3 27020 0.0 8800 {10.00 08.08.2007 - 408 0.00 105.45: 0.00 0.00 -0.19 37.81 9.54 5.58 - 1.05 0.99
0®3 27025 0.0 25806 i 7.00 13.06.2007 - 352 :100.58 100.85; 0.00 0.20 -0.15: 230 6.93 553 - 0.94 0.89
O®3 27026 0.0 16000 : 7.50 11.03.2009 - 989 {101.20 102.70: 0.00 -0.10 -0.69: 247 7.41 6.41 - 2.48 2.34
O®3 45001 0.0 18904 { 10.00 15.11.2006 - 142 1101.80 0.00 { 0.00 -0.25 0.00 i 274 9.79 4.59 - 0.38 0.37
O®3 45002 0.0 2760 :10.00 02.08.2006 - 37 100.57 100.65: 0.00 -0.12 -049: 1192 993 3.12 - 0.10 0.10
O®3 46001 124.7 60000 i 10.00 10.09.2008 - 807 £105.60 105.61i -0.02 -0.02 -0.02i 3.29 947 6.08 - 1.38 1.30
O®3 46002 239.1 62000 10.00 08.08.2012 - 2235 :109.30 109.37: 0.00 -0.08 -0.52 {3589 9.14 6.66 - 4.29 4.02
O®3 46003 27.9 37298 :10.00 14.07.2010 - 1479 i111.33 11145 0.02 0.16 0.20 { 43.56 897 6.44 - 2.99 2.81
O®3 46005 0.0 27477 0.00 09.01.2019 - 4580 : 4164 4450: 0.00 022 -0.33: 0.00 0.00 7.04 - 11.84 11.06
O®3 46014 10.9 58290 10.00 29.08.2018 - 4447 :107.96 108.20: -0.14 -0.37 0.26 : 28.22 9.26 6.87 - 5.55 5.20
O®3 46017 8.0 49967 i 9.00 03.08.2016 - 3691 :1104.92 105.00i -0.18 -0.05 1.64 } 9.86 858 6.88 - 6.81 6.37
O®3 46018 137.6 40936 : 9.50 24.11.2021 - 5630 :109.25 109.32: -0.03 -0.27 151 i 312 869 6.93 - 8.72 8.15
0®3 46020 134.3 7913 i 6.95 06.02.2036 - 10817 : 99.40 99.52 : -0.18 030 049 {2494 698 7.06 - 12.53  11.71
Bcezo 721.9 523574
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PbIHOK PYBJIEBbIX OBNUTALIUIA 27 nioHa 2006 r.

SMUTEHTbI OBBbEMbI TMNOrALUEHUE/ BbIKYTI LIEHA U3MEHEHUWE, % HAOXO4HOCTb,% AOPALNSA

M:?‘OE% M(ﬁh:Myﬁ KynoH,%  Morawenune Odpepra ngrzi:/‘ei:ﬂ Mokynka  lMpopaxa AeHb Hepens mecs, HKAO Tekywass Knoraw. Kodepte [wop.ner. Moa. aoop
Nmoeu mopeao8 MyHuuunasjbHbIMU OGﬂUZauUHMU
Boneoepao, 07 0.00 400 (10.20 17.07.2008 - 752 :102.45 103.00{ 0.00 -0.15 -0.39: 18.44 9.92 824 - 1.87 1.72
Kasanb, 01 0.00 750 :10.50 21.07.2006 - 25 100.18 100.22: 0.00 -0.15 -0.39: 1899 10.48 8.23 - 0.07 0.07
KasaHb, 02 0.00 1000 : 10.00 11.04.2007 - 289 :101.50 101.69: 0.00 -0.15 -0.39: 18.08 9.83 7.09 - 0.55 0.51
Kpactosipck, 02 0.00 630 i12.50 27.10.2006 - 123 :1101.50 101.80i 0.00 -0.05 -0.84: 20.89 12.31 8.00 - 0.33 0.30
KpacHosipck, 05 8.60 1000 : 6.19 18.10.2008 - 845 :100.02 100.07: 0.02 0.04 0.32 :11.70 6.19 7.86 - 2.14 1.99
Hosocubupck, 02 0.00 1500 § 12.00 07.12.2006 - 164 :101.80 101.90: 0.00 -0.32 -0.82: 6.58 11.78 7.94 - 0.44 0.41
Hoeocubupck, 03 2.36 1000 : 13.00 14.07.2009 - 1114 :1112.26 112.85: 0.04 -0.57 -0.34:59.84 1156 7.84 - 2.51 2.33
Tomck, 01 0.00 300 :12.00 22.11.2007 - 514 0.00 104.49: 0.00 -0.20 0.00 : 7.36 11.53 7.30 - 0.83 0.78
Yepa, 03 0.00 400 {10.03 18.07.2006 - 22 100.10 100.25: 0.00 -0.05 -0.20{ 43.95 10.01 6.41 - 0.06 0.06
Yepa, 04 0.11 500 :10.03 03.06.2008 708 :104.00 104.14: -0.04 -0.14 0.19 : 549 964 791 - 1.80 1.67
Wmoau mopzoe cybghedepasnibHbIMU o6nueauusmu
bawkopmocmaH, 04 0.00 500 i 8.02 13.09.2007 444 0.00 0.00 { 0.00 040 0.10 {2241 790 6.81 - 1.16 1.09
beneopodckast 0611., 04 0.00 320 :14.00 29.04.2008 - 673 :100.00 110.00: 0.00 -0.18 0.90 : 22.25 12.67 7.66 - 1.67 1.55
Berneopodckas 0611, 31001 10.20 2000 § 8.38 10.11.2010 - 1598 :101.80 102.20i 0.00 0.05 0.05 i 9.18 8.22 8.07 - 3.69 3.41
Bonzozpadckasi 06n., 01 0.00 600 :11.99 11.06.2009 - 1081 :105.70 106.09: 0.00 0.00 -0.74: 3.61 11.29 8.03 - 1.83 1.70
Bonzoepadckas 06n. 35001 1 0.00 700 :12.00 17.06.2010 - 1452 1106.41 106.88: 0.00 0.00 -1.02:{ 1.32 11.21 8.16 - 2.22 2.05
Boponexckasi 0651. 01 1.96 600 :13.00 15.12.2007 - 537 :107.40 107.70: -0.32 -0.23 -1.40: 427 1210 7.85 - 1.36 1.26
Boponexckasi 0651. 02 1.13 500 :13.00 18.06.2009 - 1088 :111.82 113.30: 143 -3.61 057 i 3.56 1146 7.40 - 2.59 2.42
Wpkymckasi o6, 01 0.00 700 :10.50 22.07.2007 - 391 101.22 101.45: 0.00 -0.06 0.96 { 32.02 10.37 8.01 - 0.54 0.50
Upkymckas o6n., 02 0.00 750 :10.00 07.09.2006 - 73 100.40 100.55: 0.00 0.08 -0.38: 3.29 995 742 - 0.20 0.19
Wpkymckasi 06n1. 31001 0.00 1500 {10.00 17.12.2009 - 1270 :102.30 102.80: 0.00 -0.15 -0.58:f 096 9.77 8.16 - 1.83 1.69
Upkymcekas 0611, 31002 0.00 900 : 8.50 23.10.2008 - 850 :100.02 100.42: 0.00 0.10 -0.35: 1421 846 7.79 - 1.25 1.16
Kanyxckas obn., 01 0.00 300 :10.00 24.12.2007 - 546 :100.00 103.00{ 0.00 0.00 0.00 : 055 9.77 7.76 - 1.43 1.33
Kuposckasi 065, 01 0.10 400 { 8.39 22.12.2008 - 910 :100.90 101.05: 0.00 -0.05 0.10 { 092 830 7.86 - 1.42 1.31
Komu, 05 0.00 500 :14.00 24.12.2007 - 546 :108.15 111.00{ 0.00 0.00 -1.21: 0.77 1293 7.64 - 1.38 1.28
Komu, 06 0.00 700 :14.00 14.10.2010 - 1571 :115.00 117.20: 0.00 224 -239{ 28.00 11.90 7.52 - 3.42 3.18
Komu, 07 0.42 1000 :12.00 22.11.2013 - 2706 :106.45 106.74: 0.14 0.29 0.18 : 11.18 11.38 8.38 - 5.15 4.75
Komu, 08 0.00 1000 { 9.00 03.12.2015 - 3447 { 95.00 97.00: 0.00 052 0.00 {27.62 9.23 8.09 - 6.23 5.76
Kocmpomckasi o6n., 04 3.71 800 :12.00 11.03.2008 - 624 :106.00 106.50: -0.33 -0.23 -0.71:i 427 1131 7.81 - 1.57 1.46
KpacHosipckut kpad, 02 0.00 1500 : 10.95 26.10.2006 - 122 :101.00 101.30: 0.00 -0.10 -0.44: 1860 10.81 7.15 - 0.33 0.31
KpacHosipcku kp, 34003 0.00 3000 { 7.00 01.10.2008 - 828 98.75 99.20: 0.00 -0.10 -0.12( 1573 7.08 7.54 - 1.66 1.54
KpacHodapckut kpa, 01 0.00 1000 : 10.00 15.05.2007 - 323 :101.95 102.30: 0.00 0.00 -0.54: 1123 980 7.75 - 0.86 0.80
JleHurepadckas obr., 02 0.00 800 {14.01 08.12.2010 - 1626 :120.00 126.50i 0.00 -0.32 -1.56: 4.22 1143 8.05 - 3.56 3.29
JleHunepadckasi 0651. 03 0.00 1300 §13.50 05.12.2014 - 3084 {120.00 139.00: 0.00 4.71 -0.74i 3.70 10.03 6.93 - 5.86 5.48
Mockoeckasi 06n., 03 0.00 1000 : 11.00 19.08.2007 - 419 :104.55 104.95: 0.00 -0.48 0.29 : 38.27 10.52 6.91 - 1.07 1.00
Mockosckasi 0671., 05 12.13 12000 { 10.00 30.03.2010 - 1373 1106.60 106.80: -0.23 -0.19 0.29 { 17.05 9.37 7.48 - 2.55 2.37
Mockosckasi 0611., 04 2452 9600 :11.00 21.04.2009 - 1030 :109.65 109.80: -0.68 0.02 -0.09: 18.68 10.03 7.39 - 244 2.27
Mockoeckasi 06n., 06 61.44 12000: 9.00 19.04.2011 - 1758 :105.70 105.75: -0.15 -0.51 0.85 { 15629 851 7.70 - 3.98 3.70
Huxezopodckasi 0651. 01 0.00 1000 : 11.80 01.11.2006 - 128 :101.33 101.45: 0.00 0.05 -0.82: 1746 11.63 7.62 - 0.34 0.32
Huxezopodckas 061. 02 0.00 2500 :10.24 02.11.2008 - 860 :104.10 104.30: 0.00 1.25 -0.57: 1515 9.72 6.68 - 1.54 1.45
Hoeocubupckasi o611 0.00 1500 §13.50 27.07.2006 - 31 100.11 100.64: 0.00 -0.11 -0.62: 21.82 13.41 5.23 - 0.08 0.08
Hosocubupckas obn. 02 5.50 2000 :13.30 29.11.2007 - 521 107.70 109.00; 2.03 -0.65 -0.28: 9.11 12.09 6.09 - 1.32 1.24
Hoeocu6upckasi obn. 03 0.00 2500 { 9.00 15.12.2009 - 1268 :100.45 100.90: 0.00 -0.86 0.05 148 896 8.41 - 2.34 2.16
Camapckasi o611., 01 0.00 2370 :12.00 04.07.2006 - 8 0.00 0.00 { 0.00 -0.20 -0.54: 27.29 12.00 11.68 - 0.02 0.02
Camapckasi 0611., 02 0.00 2000 { 6.82 09.09.2010 - 1536 { 97.00 97.80: 0.00 123 015 2.06 6.95 7.53 - 3.68 3.42
Teepckasi 0611., 02 0.08 1000 §16.90 23.11.2006 - 150 :103.50 103.60: -0.01 -0.52 -1.23 14.82 16.32 8.25 - 0.40 0.37
Teepckasi 0611., 03 0.01 800 : 7.95 30.11.2008 - 888 :100.10 100.49: 0.05 -0.29 -0.23: 545 793 8.07 - 2.22 2.06
Tomckasi 0611., 02 0.00 500 :11.00 27.07.2006 - 31 100.01 100.40: 0.00 -0.17 -0.52 { 4551 10.98 8.25 - 0.08 0.08
Tomckasi 0611., 03 0.00 600 :11.00 13.10.2007 - 474 :103.90 104.30: 0.00 -0.14 -0.38: 22.30 10.58 7.07 - 1.23 1.14
Tomckasi 06n, 34026 0.51 900 § 9.00 09.11.2009 - 1232 1 99.53 9980 -020 0.15 -0.37: 11.84 9.04 7.79 - 2.58 2.40
Yomypmckasi pecn, 01 0.00 1000 { 8.20 27.12.2008 - 915 0.00 0.00 { 0.00 0.00 0.00 i 40.66 8.15 8.06 - 2.23 2.06
Xabaposckutl kpatl, 02 0.00 700 :10.00 05.10.2006 - 101 0.00 0.00 : 0.00 0.09 -040:2247 992 7.24 - 0.27 0.25
Xabaposckul kpat, 06 19.45 1000 §{ 9.00 24.11.2009 - 1247 1100.30 100.39; 0.04 -0.20 1.08 { 814 897 7.87 - 2.28 2.1
XMAO, 02 0.00 5000 §12.00 27.05.2008 - 701 106.00 109.00: 0.00 0.00 -2.70: 9.53 10.96 6.75 - 1.77 1.65
Yyeawus, 03 0.00 500 i 9.50 13.04.2007 - 291 100.50 101.30i 0.00 040 830 {1952 9.37 7.89 - 0.76 0.71
Yysawus, 04 3.32 750 :12.33 27.03.2009 - 1005 :110.70 112.40: -1.51 1.30 -0.66 { 30.40 11.13 8.05 - 2.37 2.20
SAxkymus, 03 3.80 800 :12.00 17.06.2008 - 722 :108.30 108.50: 198 -225 -0.09: 197 11.07 7.60 - 1.80 1.67
Skymusi, 05 4.15 2000 §{ 9.00 21.04.2007 - 299 :101.00 101.10: -0.93 0.05 -0.32 16.52 891 7.31 - 0.79 0.73
Skymusi, 06 0.00 2000 :10.00 13.05.2010 - 1417 :107.41 107.75: 0.00 0.23 0.09 : 10.68 9.28 7.50 - 2.83 2.63
Skymus, 35001 12.26 2500 { 7.95 11.04.2013 - 2481 :100.40 100.65: -0.31 0.11 0.00 { 1459 791 8.07 - 4.63 4.28
SHAO, 01 0.00 1800 : 11.00 03.08.2008 - 769 :104.56 106.10i 0.00 0.08 -0.42: 4249 10.37 7.01 - 1.88 1.76
SIpocnasckas 0611., 02 0.00 1000 : 13.28 03.07.2007 - 372 0.00 0.00 : 0.00 -0.09 -1.04: 30.20 12.62 7.61 - 0.95 0.88
Slpocnasckast 0611., 03 0.00 1000 §12.00 17.11.2006 - 144 :101.40 101.90: 0.00 0.38 -0.51: 898 11.78 6.99 - 0.39 0.37
Slpocnasckas 0611., 04 213 1000 : 11.00 26.05.2009 - 1065 :106.50 106.75: -0.93 0.03 -0.46: 9.64 10.33 7.95 - 2.58 2.39
SIpocnaeckas 0611., 05 0.00 500 { 8.00 30.12.2008 - 918 0.00 0.00 : 0.00 -0.20 -0.30{ 3945 7.99 7.87 - 2.24 2.08
Slpocnasckasi 0611, 06 0.00 1000 : 8.35 19.04.2011 - 1758 : 9851 98.88: 0.00 0.00 -0.75: 14.18 844 8.12 - 3.19 2.95
Mockea 37 0.00 3900 { 10.00 23.09.2006 - 89 100.01 103.01 0.00 0.00 -0.32: 0.82 9.83 298 - 0.24 0.24
Mockea 27 0.05 4000 : 15.00 20.12.2006 - 177 :104.75 105.19: 0.00 0.00 -0.86: 247 1426 4.18 - 0.48 0.46
Mockea 42 0.30 3000 {10.00 13.08.2007 - 413 1104.05 107.65: -1.33 0.00 0.38 { 12.05 9.62 6.46 - 1.07 1.01
Mockea 31 0.00 5000 § 10.00 20.05.2007 - 328 0.00 0.00 : 0.00 0.00 -0.10: 1014 9.66 6.10 - 0.86 0.81
Mockea 40 0.00 4000 : 10.00 26.10.2007 - 487 0.00 106.45: 0.00 0.00 0.00 i 1.10 948 5.51 - 1.18 1.12
Mockea 43 0.92 5000 {10.00 17.05.2008 - 691 107.00 0.00 135 -065 -0.19: 1096 9.17 5.08 - 1.74 1.65
Mockea 29 0.00 5000 § 10.00 05.06.2008 - 710 :106.88 107.50: 0.00 0.30 0.09 : 575 9.33 6.11 - 1.81 1.71
Mockea 36 0.00 4000 : 10.00 16.12.2008 - 904 :108.35 108.75{ 0.00 0.14 -0.14: 274 919 6.21 - 2.26 213
Mockea 47 215 5000 :10.00 28.04.2009 - 1037 :107.55 107.90: -0.37 -2.57 0.56 : 16.16 9.30 6.73 - 2.49 2.33
Mockea 41 0.11 5000 {10.00 30.07.2010 - 1495 :107.30 108.40: -0.82 0.00 0.46 { 40.27 9.22 6.79 - 3.38 3.17
Mocksa 38 0.00 5000 {10.00 26.12.2010 - 1644 0.00 0.00 : 0.00 -1.22 040 {4986 897 7.10 - 3.62 3.38
Mockea 39 27.17 5000 {10.00 21.07.2014 - 2947 :108.01 108.40: -0.41 -0.50 -0.11: 4274 924 7.19 - 5.75 5.37
Mocksa 44 38.94 20000 : 10.00 24.06.2015 - 3285 :107.90 108.20: -1.10  0.00 0.36 : 055 9.27 7.21 - 6.46 6.02
Bcezo 197.53 150090

McmoyHuku: REUTERS, pacuemsi baHka Mockebi

© BAHK MOCKBbI
AHanuTuyeckui otaen WWW.MMBANK.RU

+7 (495) 105-8000, BH. 4233 17

OB30P AONIOBbIX PbIHKOB




PbIHOK PYBJIEBbIX OBNUTALIUIA 27 nioHa 2006 r.

SMUTEHTbI OB BbEMbI MOrALLIEHUE/ BbIKYI LJEHA W3MEHEHWE,% [OOXOAQHOCTb,% [OIOPALNS
’216:22; MSpG;e;:ny'ﬁ. KynoH,%  Morawenne Odepra nil?éﬂzﬂ Mokynka  Mpopaxa AeHb Hepens mecsy HKO Tekywas Knoraw. Kodepte [iop.ner. Moa. aiop
Hegpmb u 2a3
TASTIPOM A3 0.00 10000: 8.11 18.01.2007 - 206 :101.00 101.12f 0.00 0.04 0.30 : 34 801 583 - 055 052
rA3MPOM A4 878 5000 i 8.22 10.02.2010 - 1325 1102.75 102.90; -0.68 -0.34 039 ! 30 800 746 - 313 291
rA3MPOM A5 101 5000 i 7.58 09.10.2007 - 470 :101.00 101.15i -025 -0.39 049 : 16 7.49 673 - 123 1.16
rA3MPOM A6 10.83 5000 : 7.22 06.08.2009 - 1137 : 9915 9920 -0.55 -0.10 065 : 27 7.28 765 - 277 257
HIK UTEPA 3.82 2000 i 9.75 07.12.2007 - 529 1101.10 101.30i 0.00 -005 015: 5 963 900 - 138 1.27
HOBATO3K, 01 0.00 1000 i 9.40 30.11.2006 - 157 $100.80 100.85: 0.00 1.14 025: 6 931 698 - 0.43  0.40
PyccHepms, 01 29.92 7000 i 9.25 10.12.2010 12.12.2008 1628 :100.36 100.39} -0.27 -0.67 040 : 3  9.21 - 927} 226 206
Tamuegmsb 03 0.00 1500 {12.00 01.07.2006 - 5 000 000 i 000 239 -057: 59 1168 -
YomypmHIi, 01 1.30 1500 : 9.50 01.09.2008 01.12.2006 798 : 99.90 100.01: 0.00 0.04 -0.35: 7  9.50 - 983 043  0.39
Xumusi u He¢hmexumusi
Ilopozobyx, 07 0.00 900 : 9.90 11.06.2008 13.12.2006 716 :100.00 102.15: 0.00 0.05 0.76 : 3  9.78 - 710 047 044
Kydbbiwesasom-ureecm, 0Z 0,00 2000 ; 8.80 04.03.2011 - 1712 § 99.58 9975 0.00 -0.32 26 883 908 - 3.84 352
MaputickuiHr13, 01 0.10 800 :12.40 16.12.2008 19.06.2007 904 :100.25 100.49i -0.04 -0.06 -0.27: 2 1236 - 1242i 095 0.85
HUKOCXUM, 01 0.00 750 (14.00 14.12.2006 - 171 { 000 101.00{ 0.00 005 -040: 4 1390 1237 - 047 042
HKHX, 04 31.26 1500 i 9.99 26.03.2012 02.04.2009 2100 :100.00 104.50i -0.19 -0.43 -0.33: 23  9.62 - 856 i 244 225
HKHX-03 0.00 2000 i 8.00 01.09.2007 - 432 : 0.00 0.00 i 0.00 045: 4 800 824 - 066  0.61
Hagpuc Kocmemukc, 01 0.65 400 :10.50 22.04.2007 - 300 1100.10 100.55! -0.05 0.00 0.05: 19 1044 992 - 0.80 0.73
CAHOC 02 7.64 3000 :10.00 10.11.2009 13.11.2007 1233 :103.80 104.00: -0.29 -0.34 -047: 11 963 886 - 293 269
YXK, 01 0.00 500 :10.00 21.01.2011 26.01.2007 1670 : 0.00 _0.00 i 0.00 0.00 -0.01: 16 998 - 1001 0.57 _ 0.52
AnekmpoaHepeemuka
bawkupaHepeo, 02 0.00 500 : 9.50 22.02.2007 - 241 1100.58 101.00: 0.00 0.00 -0.05: 32 9.41 804 - 0.64 059
Mumezpa ®uHarc, 01 0.00 2000 :10.50 20.03.2009 - 998 :101.00 0.00 i 0.00 030 250 : 27 1036 10.13 - 239 217
JlensHepeo, 01 1.28 3000 :10.25 19.04.2007 - 297 1100.00 100.84 -0.03 -0.12 -0.39: 19 1016 932 - 079 072
Maznesum, 01 0.00 1500 i 9.85 18.12.2008 21.12.2006 906 101.20 101.50i 0.00 -0.34 0.41 1 973 - 719 049 046
Mocarepzo, 02 0.00 5000 i 7.65 18.02.2016 23.02.2012 3524 : 97.85 98.20: 0.00 -0.86 -0.63: 24  7.79 - 820 458 4.23
Ceepdnosanepzo, 01 0.00 500 i11.50 01.03.2007 - 248 i 000 000 i 000 000 -056: 37 1139 10.14 10.14i 0.65  0.59
Tamanepzo, 01 0.00 1500 i 9.65 13.03.2008 - 626 1102.25 102.80i 0.00 -020 019 : 27 940 808 - 158  1.47
®CK ESC 03 0.10 7000 i 7.10 12.12.2008 - 900 {9870 99.00: 025 -065 033: 2 747 769 - 230 214
@®CK ESC, 01 1.03 5000 { 8.80 18.12.2007 - 540 110255 102.85! -0.12 -0.30 0.10 1 857 697 - 142  1.33
®CK ESC, 02 0.00 7000 i 8.25 22.06.2010 - 1457 { 0.00 000 { 000 -029 044 41 807 775 - 335 3.1
SkymckaHepeo, 01 0.00 400 :14.00 31.08.2006 - 66 0.00 101.18} 0.00 030 -0.81: 44 1382 6.44 - 0.18 _ 0.17
Cesi3b
Bonzameriekom 03 15.69 2300 : 8.50 30.11.2010 - 1618 : 9750 97.90 ; 041 -086 055 : 5 868 944 - 301 275
Bonzamenekom 02 4410 3000 i 8.20 30.11.2010 04.12.2008 1618 ; 97.85 97.95: -0.61 -040 000 4 838 - 940 i 225 206
Hanbcesss 01 481 1000 :13.00 15.11.2006 - 142 $100.81 101.89: -0.06 -0.13 -0.18: 14 1277 8.11 - 039  0.36
MITC 04 0.00 1000 { 7.10 22.04.2009 25.04.2007 1031 {100.12 100.27} 0.00 0.28 0.05: 12  7.08 - 081 076
MITC, 05 0.00 1500 i 8.30 25.05.2010 29.05.2007 1429 :101.30 101.50i 0.00 -010 -020: 6 819 - 6811 090 085
Mezacpon 0.00 1500 i 9.28 11.04.2007 - 289 i 0.00 102.80i 0.00 0.00 -078: 19 9.05 6.07 - 077 073
Mezacpow, 03 0.00 3000 i 9.25 15.04.2008 - 659 110250 103.50i 0.00 -0.19 017 i 17 900 7.69 - 168  1.56
PTK-JTIN3UHT, 04 0.00 2250 i 8.80 08.04.2008 - 39546 :100.20 100.39i 0.00 0.00 0.00 : 13 876 858 - 1.09  1.00
Cubupsmenexom 03 0.00 1530 {14.50 14.07.2006 - 18 1100.00 110.05{ 0.00 -0.18 -0.64: 65 1445 712 - 0.05  0.05
Cubupsmenexom, 04 0.00 2000 {1250 05.07.2007 - 374 110421 104.35} 0.00 -005 -0.37: 59 1197 810 - 094 087
Cubupbmenexom, 05 0.00 3000 i 9.20 25.04.2008 - 669 :100.97 101.30i 0.00 -0.17 -0.34: 15 908 855 - 171 157
Cubupsmenexom, 06 0.00 2000 } 7.85 16.09.2010 23.09.2008 1543 { 98.00 98.29 0.00 -022 -025: 20  7.99 - 8841 206 1.89
C3 Tenekom, 02 0.00 1500 i 7.50 03.10.2007 - 464 i 89.75 102.05i 0.00 004 030: 17 752 800 - 079 073
C3 Ternexom, 03 0.00 3000 i 9.25 24.02.2011 28.02.2008 1704 i 0.00 103.50i 0.00 0.00 -0.05: 6 903 - 793 156 145
CMAPTC, 02 050 500 (15.00 26.06.2007 26.12.2006 365 i 99.90 100.10} 0.14 0.00 0.10 i 75 1499 - 14261 047 041
CMAPTC, 03 0.00 1000 :14.10 29.09.2009 03.10.2006 1191 i 99.90 100.40i 0.00 -028 -1.12i 32 1411 - 1385 027 0.24
Tammenekom, 03 0.00 600 i11.75 06.05.2007 - 314 i 0.00 103.20i 0.00 -020 000 : 15 1138 7.98 - 082 0.76
YPCU 03 401 3000 :14.25 18.07.2006 - 22 1100.30 100.32} -0.09 -0.11 -049i 62 1420 839 - 0.06  0.06
YPCU 04 2,57 3000 i 9.99 01.11.2007 - 493 :102.22 102.50i -0.11 002 -019: 15 974 807 - 128  1.19
YPCU 05 0.00 2000 { 9.19 17.04.2008 - 661 1101.15 101.30} 0.00 -0.30 -010: 17 9.08 863 - 168  1.55
YPCU 06 0.00 2000 i 820 17.11.2011 20.11.2008 1970 i 99.00 99.50i 0.00 -020 -030: 7 825 - 866 i 222 204
Llenmpmenekom 03 0.00 2000 12.35 15.09.2006 - 81 1100.82 100.90i 0.00 0.16 -0.15i 34 1220 6.37 - 022 021
Lienmpmenekom 04 450 5623 :13.80 21.08.2009 - 1152 111230 112.50{ -0.13 -0.53 -0.70 ! 49 1228 938 - 259 236
LlenmpanbHbit Tenespagp 05 0.01 500 :16.00 22.08.2006 - 57 :100.25 101.00i -217 020 -212i 15 16.16 2229 - 0.16  0.13
07K, 01 15.31 1500 : 14.24 14.09.2006 - 80 1100.87 100.90i 0.00 -0.10 -0.69: 40 1411 966 - 022 020
I0TK, 02 2.86 1500 i10.50 07.02.2007 - 226 1100.31 100.40i 0.00 -024 -045: 40 1046 10.02 - 059 054
IOTK, 03 0.68 3500 :10.90 10.10.2009 09.10.2007 1202 100.85 100.95: -0.30 -0.59 0.15 i 24 1080 -  10.32i 121  1.10
1OTK 04 2.61 5000 {10.50 09.12.2009 - 1262 $100.25 100.30: 0.05 -069 055 3 1046 1031 - 1.98  1.79
Memannypausi
Amypmemann, 07 0.00 1500 : 9.80 26.02.2009 8 976 :100.51 100.75: 0.00 -0.10 025 : 31 9./5 978 - 235 214
MHIIPOM, 02 0.05 1000 :12.00 15.07.2010 26.07.2006 1480 :100.05 100.10i -0.05 0.00 -0.26: 52 1199 - 1087 0.08  0.07
MaupWHeecm, 01 0.00 500 i12.30 03.04.2007 - 281 i 0.00 100.65 0.00 -050 -0.10: 28 1228 1257 - 073 065
Maxcu-pynr, 01 0.49 3000 {11.25 12.03.2009 13.09.2007 990 { 9825 98.35i -0.14 -031 -030: 31 1145 - 13221 1.14  1.00
M3 um. Ceposa, 02 0.00 2000 : 8.75 27.02.2009 - 977 19900 9995 040 0.00 000: 28 876 898 - 238 218
HM3 um. Kyssmura, 01 0.00 1200 {11.00 14.02.2010 16.08.2007 1329 ! 9500 9999 0.00 0.04 -0.05; 39 1101 - 1133} 1.06 0.95
HCMM3, 01 0.00 1000 i 1.00 19.05.2008 - 693 i 0.00 100.00i 0.00 0.00 -0.10: 1 1.00 1.00 - 188  1.87
OMK, 01 0.00 3000 i 9.20 12.06.2008 - 717 1101.50 102.20i 0.00 -0.34 015: 5 905 844 - 184  1.69
Pycan ®uH 02 0.00 5000 i 8.00 20.05.2007 - 328 1100.55 100.75} 0.00 -0.15 -015: 8 795 742 - 0.88  0.82
PycAn®uH, 03 0.99 6000 i 7.20 21.09.2008 - 818 {9850 98.70:i-120 096 053 : 19 729 799 - 207 192
C80600Heiil cokon, 02 0.00 600 i11.75 22.11.2007 - 514 1100.00 0.00 { 0.00 250 -020: 10 1146 10.03 - 133 1.21
Cr MEYET, 01 0.00 2000 i 550 22.11.2007 - 514 { 000 000 i 000 000 -018: 5 550 553 - 137 1.30
Cesepcmarib 0.00 3000  8.10 28.06.2007 - 367 i 000 000 : 000 000 059: 40 799 675 - 095  0.89
TA4 MEYET 01 0.00 3000 { 550 12.06.2009 - 1082 : 87.00 100.00{ 0.00 0.00 -039: 2 549 553 - 277 263
TMK 0.02 2000 {10.30 20.10.2006 - 116 $100.60 100.80; -0.20 -0.10 -0.20 i 19 1024 8.21 - 032 029
TMK, 02 0.10 3000 10.09 24.03.2009 30.03.2007 1002 {101.30 101.35: -0.05 -0.11 -0.12: 25 996 - 8351 073 068
TMK, 03 11.94 5000 : 7.95 15.02.2011 19.02.2008 1695 : 99.48 99.60 ; -0.15 -0.10 005} 27 799 - 841} 154 142
Tynadepmem 02 150 1000 i 9.75 02.12.2007 - 524 i 0.00 100.25: -0.30 040 -027: 6 974 990 - 137 1.24
471113, 01 0.10 3000 : 9.50 16.06.2010 25.04.2008 1451 :102.20 102.25: -0.15__ 0.10 _ 0.21 1 929 - 833 : 172 159

Uemoyruku: REUTERS, pacyemsi baHka Mockebl

© BAHK MOCKBbI
AHanuTuyeckui otaen WWW.MMBANK.RU
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OB30P AONIOBbIX PbIHKOB




PbIHOK PYBJIEBbIX OBNUTALIUIA 27 nioHa 2006 r.

OMUTEHTbI OB'BbEMbI MOrALLUEHUE/ BBIKYI LEHA U3MEHEHUWE, % HAOXOA4HOCTb,% AOPALNA
’21?‘023; MS:;?Y'B_ KynoH,%  MoraweHnune Odpepra ni:i"eiia Mokynka [Mpopaxa OeHb Hegens mecay HKO Tekywas Knoraw. Kodepte [iop.net. Moa. aop
MawuHocmpoeHue
Asmosas, 02 5.90 3000 { 9.20 13.08.2008 14.02.2007 779 :100.91 101.00{ 0.10 0.05 -0.27 : 33.02 9.1 - 7.68 i 0.62 0.57
Asmoeas, 03 0.00 5000 { 9.70 22.06.2010 26.06.2007 40351 : 0.00 0.00 { 0.00 0.00 -0.24: 48.10 9.70 - 796 i 0.94 0.87
Bazoumauw, 01 0.00 300 :13.50 19.06.2008 - 724 1103.50 104.65: 0.00 -0.29 0.77 i 148 1297 1145 - 1.81 1.62
BKM-®uratic, 01 0.00 1000 : 10.25 04.06.2008 06.12.2006 709 0.00 101.00: 0.00 -0.19 -0.31: 534 10.15 - 7.89 i 045 0.41
Boneabypmaw 01 0.60 600 :11.10 08.10.2008 11.10.2006 835 99.91 100.10: -0.07 0.07 -0.20: 22.81 11.10 - 10.85¢ 0.29 0.26
ras-@urarc, 01 0.00 2000 : 8.49 08.02.2011 12.02.2008 1688 : 99.25 99.50 : 0.00 -0.20 -0.15: 30.70 8.55 - 9.15 { 1.51 1.39
I'T-TOL| SHepeo 03 0.02 1500 {12.04 18.04.2008 23.10.2006 662 :100.80 101.00{ 0.29 -0.29 -0.50 i 21.77 11.92 - 8.97 i 0.33 0.30
ETK 01 0.00 1000 : 8.75 02.10.2008 05.10.2006 829 99.75 99.81: 0.00 0.15 -0.13: 19.42 8.77 - 9.49 i 0.28 0.25
WxAemo, 01 0.29 1200 : 10.70 14.03.2007 - 261 99.15 99.27 : 0.12 -0.10 0.00 ; 30.19 10.78 12.08 - 0.69 0.62
Wxmaw, 02 0.51 1000 { 13.55 17.06.2008 19.12.2006 722 {101.10 101.48: 0.10 -0.60 -0.15} 223 13.40 - 11.12% 048 0.43
UPKYT 03 5.06 3250 : 8.74 16.09.2010 - 1543 :101.15 101.22: 0.05 -0.15 0.05 { 2275 8.63 8.55 - 3.55 3.27
KAMA3-®unaHc 0.00 1200 { 6.00 11.11.2006 - 138 0.00 0.00 { 0.00 000 -0.61: 740 6.10 10.32 - 0.38 0.34
KAMAS-®unatc, 02 0.00 3000 : 8.45 17.09.2010 19.09.2008 1544 : 99.35 99.79 : 0.00 0.00 -0.50: 21.76 8.45 - 8.62 i 2.04 1.88
Kpuozenmauw, 02 0.00 500 :10.40 08.07.2008 11.07.2006 743 99.60 100.00: -0.40 0.20 -0.30: 47.58 10.44 - 19.29f 0.04 0.03
JIOMO, 02 0.25 700 14.20 11.07.2006 - 15 100.00 100.07; 0.00 -0.08 -0.88: 64.97 14.20 13.33 - 0.04 0.04
Mul-®@uranc, 01 1.13 1000 : 10.50 03.06.2009 06.06.2007 1073 :100.75 100.89: -0.06 -0.20 0.10 : 547 10.41 - 9.71 0.92 0.84
Momoeurnux. 3a800kb1, 01 212 1500 :10.00 22.01.2009 26.07.2007 941 100.86 101.10: -0.09 -0.05 -0.20 { 41.37 9.92 - 9.39 1.01 0.93
OM3 04 0.00 900 :14.25 26.02.2009 31.08.2006 976 :101.12 101.38: 0.00 -0.73 0.01 { 4529 14.05 - 6.20 { 0.18 0.17
M3, 01 0.00 750 : 9.70 21.07.2009 25.07.2006 40015 i 0.00 100.30{ 0.00 0.00 -0.08: 16.48 9.69 - 7.67 i 0.08 0.07
pommpakmop, 01 13.12 1500 : 10.70 03.07.2008 07.07.2006 738 99.90 100.15: -0.03 0.00 0.05 i 50.42 10.70 - 9.55 i 0.03 0.03
Canom-3Hepeusi, 01 0.00 3000 {10.15 25.12.2007 26.12.2006 547 0.00 0.00 { 0.00 0.00 0.01 { 50.33 10.12 - 9.73 i 0.48 0.44
CamypH MNueecm 0.00 500 :15.00 05.08.2006 - 40 100.50 0.00 { 0.00 044 -0.93} 58.77 14.85 558 - 0.11 0.10
HI1O CATYPH, 01 0.00 1500 : 9.00 23.03.2008 24.03.2007 39530 : 100.35 100.50: 0.00 0.02 0.30 : 23.18 8.96 - 8.58 i 0.72 0.66
Ceeepcmarib-aemo 0.00 1500 :11.25 21.01.2010 25.01.2007 1305 (10250 0.00 { 0.49 0.00 0.15 { 46.54 10.98 - 6.90 { 0.56 0.52
COK-Asmoxkomrt., 01 0.00 1100 : 12.32 24.04.2008 27.10.2006 668 99.66 99.88: 0.00 -0.10 0.35  20.25 12.34 - 13.23: 0.34 0.30
Cmpotmpatceas, 01 0.00 3000 { 9.60 25.06.2008 - 730 0.00 0.00 { 0.00 0.05 0.05: 47.34 948 9.07 - 1.78 1.64
TB3, 01 0.10 750 :14.60 10.10.2006 - 106 :101.46 101.70: -0.02 -0.70 -0.34 : 30.80 14.39 09.16 - 0.29 0.27
TpaHcmauwxondune, 01 0.01 1500 { 1.00 01.12.2007 - 523 0.00 101.52: -4.81 0.00 -0.30: 0.68 1.05 4.70 - 1.43 1.36
Ypaneazorsaeod, 01 0.00 2000 §13.36 30.09.2008 03.10.2006 827 :101.16 101.40:{ 0.00 -0.09 -0.64: 30.38 13.20 - 8.57 i 0.27 0.25
YparneagoH3agoo 02 0.19 3000 : 9.35 05.10.2010 03.10.2007 1562 :100.40 100.62: -0.23 0.09 -0.10 : 21.01 9.31 - 9.19 1.21 1.10
JMo6bkiearoujass NPoOMbIUWII€HHOCMb
CYOK, 02 i 0.00 1000  8.50 15.02.2007 - 234 1100.00 100.40: 0.00 -0.09 0.02 i 9 848 842 0.63 0.58
XatneH0 l'ond @uHaHc, 01 & 15.75 750 {12.00 02.04.2008 09.10.2006 646 i 99.95 100.00: 0.10 _-0.10 -0.50 i 27 12.00 - 0.28 0.25
lMompebumensckuli cekmop u AlNK
“ATIK Apkada 07 0.00 600 :14.95 28.06.2008 29.06.2006 733 0.00 0.00 { 0.00 0.01 -0.17% 73.73 14.95 - 15.06 ¢ 0.01 0.01
AlIK Apkada, 02 22.47 1000 :13.31 20.02.2009 22.08.2007 970 99.80 100.15: -0.10 0.00 0.11 i 45,58 13.31 - 13.71: 1.06 0.94
AlK Oro, 01 0.72 1100 (15.50 22.04.2007 - 300 :101.55 101.70{ -0.05 -0.10 -0.05: 2346 15.26 13.48 - 0.70 0.62
AlK Oro, 02 1.10 1200 {12.95 25.02.2009 - 975 99.80 100.01f 0.01 0.00 - 42.58 12.95 - 2.08 1.84
banmumop-Heea 0.00 500 : 1.00 05.09.2006 - 71 97.70 9798 : 0.00 0.82 146 : 0.58 1.02 - 0.19 0.17
Banmumop-Hesa, 03 0.30 800 :11.65 15.05.2008 23.11.2006 689 :100.65 101.08: -0.30 0.00 -0.01: 12.45 11.53 - 8.72 i 0.41 0.38
beneparkopm 0.00 700 £10.90 02.12.2008 05.12.2006 890 £ 100.15 100.35: 0.00 0.00 0.05 : 597 10.87 - 10.58 i 0.44 0.40
Ipynna OCT, 02 1.60 1000 {12.90 08.05.2008 10.05.2007 682 £100.00 100.29: 0.04 -0.34 0.17 { 16.26 12.89 - 13.13¢ 0.84 0.74
Lxed-3¢p-Cu, 02 6.61 1200 :13.00 04.12.2007 05.12.2006 526 :101.63 101.73: -0.01 -0.05 -0.28: 7.12 1278 - 8.98 i 0.44 0.41
Espocepsuc 2.01 1500 : 14.00 18.12.2007 19.12.2006 540 :100.25 100.65: 0.25 0.10 -0.50: 2.30 13.93 - 13.55: 047 0.42
Ureecmnpoekm, 01 0.00 1000 { 10.80 16.05.2007 - 324 1101.20 101.50; 0.00 0.30 -0.29 11.84 10.66 9.43 - 0.86 0.79
Wnmapko, 01 0.00 1000 : 9.85 19.12.2008 22.12.2006 907 0.00 0.00 : 0.00 0.00 -0.23: 0.81 9.84 - 952 i 049 0.45
KBK Yepemywku, 01 0.00 700 £11.30 02.03.2009 05.03.2007 980 £ 100.00 100.20: 0.00 0.15 0.95 : 34.67 11.28 - 11.32¢ 0.66 0.60
MukosHoeckuli 0.00 1000 : 13.50 18.09.2006 - 84 100.77 101.40: 0.00 -0.96 0.53 { 36.62 13.42 10.45 - 0.23 0.21
Moccenbnpom, 01 47.09 1000 {13.00 12.12.2008 15.06.2007 900 99.76 99.81: 0.05 -020 0.02 { 3.56 13.03 - 13.65: 0.94 0.83
Hympunsecmxondute, 01 4.00 1200 { 11.00 09.06.2009 - 1079 {100.05 100.15( -0.05 0.00 -0.20: 3.92 11.01 3.78 - 2.70 2.60
OmeyecmeetHsbie nekapcme  0.00 1300 :10.25 17.02.2009 21.08.2007 967 99.25 100.00: 0.00 0.25 0.15: 3510 10.31 - 11.08: 1.08 0.97
MABA, 01 0.01 350 i 0.00 15.06.2008 - 720 99.00 100.00: -1.00 0.00 -0.10{ 0.00 0.00 0.51 - 1.96 1.95
Mpatmepu foH, 01 0.00 750 £12.50 10.11.2006 - 137 0.00 101.10{ 0.00 0.15 -0.10: 1541 1248 12.46 - 0.37 0.33
Pasynsii-Ouratc, 01 13.01 3000 {11.50 02.10.2008 05.04.2007 829 :100.00 100.15; -0.15 0.15 0.25 { 2552 1150 -  11.77i 075  0.67
Pycazepo 01 0.00 1000 : 11.66 19.07.2008 18.01.2007 754 90.00 99.95: 0.00 0.16 -0.08: 50.79 11.66 - 11.98: 0.54 0.48
Caneal, 01 5.68 1000 :11.66 03.12.2008 06.06.2007 891 101.30 101.60: 0.05 0.10 0.00 { 6.07 11.49 - 10.25¢ 0.92 0.83
CokonbHuku MenH. Komb. 0T 0.00 1000 { 11.50 26.02.2009 30.08.2007 976 99.50 100.00i 0.20 0.00 -0.25: 36.55 11.50 - 11.80¢ 1.10 0.98
Tanocmo-®utaxc, 01 3.94 1000 : 10.00 06.03.2009 07.09.2007 984 99.80 99.99 : -0.13 0.04 - 29.59 10.01 - 10.31: 1.13 1.02
O®@KO, 01 0.00 1000 : 8.00 05.09.2006 - 71 99.50 99.70: 0.00 0.30 -0.04: 2433 8.03 9.60 - 0.19 0.18
O@KO, 02 3.07 1500 : 10.50 22.01.2010 26.01.2007 1306 : 100.00 100.20: 0.10 -0.15 0.25 ; 43.15 10.48 - 10.36 i 0.56 0.51
tOempar3um 02 0.00 1000 : 11.50 25.11.2008 28.11.2006 883 0.00 9963 : 0.00 -0.16  -0.09 : 8.51 11.56 - 12.78 ¢ 0.43 0.38
PO3HUYHBIU CEKMO,
BUKMOPUS-®UHAHC, 01 263 1500 ; 9.90 29.01.2009 01.02.2007 948  99.80 100.00; -0.35 0.5 -0.20 { 39.06 9.92 - 1048 058 052
HLemckui mup, 01 0.00 1150 { 8.50 26.05.2015 - 3256 :98.75 99.50: 0.00 -0.25 -0.15{ 489 859 8.85 - 6.38 5.87
HAOMO-®uHanc, 01 0.80 1000 :12.50 14.02.2008 15.02.2007 598 99.80 100.00: -0.10 0.09 0.09 i 4452 12.50 - 12.82: 0.61 0.54
Wnkom-flada, 02 0.00 1400 (11.75 12.02.2010 16.02.2007 1327 :100.05 100.20: 0.00 0.05 0.01 { 1223 11.73 - 11.90{ 0.62 0.56
Konedka T4, 01 2.21 1200 { 9.75 17.06.2008 19.12.2006 722 {100.90 101.10{ -0.15 0.00 0.16 } 17.63 9.66 - 795 1 047 0.43
Konedka TA, 02 0.00 4000 : 8.70 15.02.2012 18.02.2009 2060 : 98.90 99.10: 0.00 -0.39 0.10 : 7.87 8.78 - 9.40 i 2.38 217
Maerum 01 5.07 2000 § 9.34 19.11.2008 - 877 :100.00 101.50: -0.13 -0.05 0.39 { 844 920 8.83 - 2.19 2.01
Mapma @unanc, 02 0.20 1000 : 11.75 06.12.2009 07.06.2007 1259 { 99.20 99.50: 0.20 -0.40 055 6.12 11.79 - 12.44: 0.92 0.82
Mapma-®uHarc, 01 0.21 700 :14.84 22.05.2008 - 696 :100.81 104.50: 0.10 -0.57 -0.52 i 13.01 14.27 12.79 - 1.71 1.52
Mampuuya ®uHaHc 3.76 1200 :12.32 10.12.2008 13.06.2007 898 99.65 99.80: 0.05 050 -0.20: 4.05 1236 - 13.11: 0.94 0.83
MUP ®uHaHc 0.00 1000 : 9.89 27.12.2007 27.12.2006 549 0.00 0.00 { 0.00 0.00 0.00 : 49.04 9.89 - 9.97 ¢ 048 0.44
Mepekpecmok, 01 5.00 1500 i 8.81 08.07.2008 11.07.2006 743 {100.00 100.10{ 0.05 -0.10 -0.03 i 40.31 8.81 - 7.30 i 0.04 0.04
Msmepoyka ®uraHc, 01 0.00 1500 : 11.45 12.05.2010 - 1416 :102.00 0.00 : 0.00 -0.27 -0.05: 1255 10.46 8.70 - 3.24 2.98
mepoyka @uHaHc, 02 0.00 3000 : 9.30 14.12.2010 - 1632 {102.50 102.70{ 0.00 -0.05 0.34 { 153 9.06 8.76 - 3.76 3.46
TOlN-KHUIA, 01 6.90 700 :11.35 05.02.2009 08.02.2007 955 :100.36_101.10: -0.15 0.00  0.25 : 42.60 11.29 - 10.73: 0.60 0.54
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lTueoeapeHue
banmuka, 01 10.10 1000 { 8.75 20.11.2007 - 512 :100.61 100.90: -0.35 0.06 0.74 : 144 867 825 - 1.42 1.31
KpacHbit Bocmok-MHeecm 0.00 1500 {11.50 25.02.2007 - 244 $101.25 101.50{ 0.00 -0.39 -0.19: 38.44 1132 9.22 - 0.64 0.59
Ovakoeo, 02 0.00 1500 : 8.50 19.09.2008 - 816 98.65 98.90: 0.00 -0.27 -0.25: 2189 860 945 - 1.65 1.51
MNT-NHeecmmenmc 01 0.00 1000 :12.00 28.09.2006 - 94 0.00 0.00 : 0.00 0.00 0.00 i 28.93 1194 09.73 - 0.26 0.23
MNT-NHeecmmenmce 02 0.00 1500 § 14.25 23.03.2009 29.09.2006 1001 :101.25 101.70: 0.00 -0.34 -0.83 { 35.53 14.05 - 814 ¢ 0.26 0.24
Jlezckasi, necHasi npoMbiwsieHHocmb u LUBK
ALIBK-MHeecm 0.00 500 :13.50 07.09.2006 - 73 100.61 101.70: 0.00 -0.15 -0.35 7 13.39 9.36 - 0.20 0.18
Bosza 01 1.03 1500 (12.00 13.03.2007 - 260 £101.56 101.75: 0.10 -0.05 0.15 34 11.79 9.58 - 0.69 0.63
rOT3K, 02 10.50 1500 : 11.50 18.06.2009 21.12.2006 1088 : 99.90 100.00: -0.05 0.12 0.17 1 11.50 - 11491 0.49 0.44
HIIK 01 0.00 500 {11.90 31.01.2008 03.08.2006 584 0.00 100.00{ 0.00 0.00 -0.50 47 11.89 - 10.44 ¢ 0.10 0.09
9@ Cotos, 01 0.00 300 :11.00 09.10.2007 05.10.2006 470 :100.00 100.40: 0.00 0.00 0.00 24 11.00 - 10.74: 0.28 0.25
Pycckut Tekemusib 02 0.00 1000 :(12.75 05.03.2009 - 983 98.00 98.70:{ 0.00 0.50 -0.65 38 12.88 13.78 - 1.69 1.49
Pycckuti Tekcmuns 03 19.30 1200 {12.00 20.10.2009 18.10.2007 1212 { 97.40 97.97 { -0.61 0.00 -0.15 20 12.32 - 14711 1.23 1.07
Slkosnesckuti Tekcmurb, 01:  8.42 1000 : 12.00 31.10.2008 27.10.2006 858 :100.10 100.30: -0.05 0.15 -0.05 19 11.97 - 11.02: 0.34 0.30
Cmpoumenbcmeo u unomekKa
AVKK 0.00 1070 :11.00 01.12.2008 - 889 0.00 0.00 ¢ 0.00 - 0.00 10.17  7.39 - 2.20 2.05
AVXKK, 03 0.00 2250 { 9.40 15.10.2010 - 1572 :100.00 0.00 : 0.00 0.28 -0.79 19 8.86 7.38 - 2.68 249
AVDKK, 04 0.00 900 : 8.70 01.02.2012 - 2046 :105.50 106.40: 0.00 -0.70 -0.05 13 823 7.64 - 4.48 4.16
BXo, 01 0.20 500 :12.65 19.12.2008 22.12.2006 907 99.50 100.14: 0.02 -0.03 -0.12 1 12.63 - 12.98: 0.48 0.43
Inasemoccmpod, 01 0.00 2000 : 1.00 27.05.2007 - 335 0.00 100.00: 0.00 0.00 -0.21 1 1.00 1.00 - 0.91 0.90
nasmoccmpod, 02 5.85 4000 (11.50 17.03.2011 22.03.2007 1725 {100.00 100.20: -0.10 -0.10 0.70 30 11.48 - 11471 0.71 0.64
Ipynna JICP, 01 0.08 1000 : 11.00 20.03.2008 22.03.2007 633 99.50 99.59: 0.05 0.10 -0.30 29 11.06 - 12.01¢ 0.71 0.63
UHTEKO 01 0.00 1200 (10.95 15.02.2007 - 234 0.00 0.00 { 0.00 0.00 0.00 39 10.95 11.18 - 0.62 0.55
Hckumumyemenm 02 0.00 500 :12.50 05.11.2008 07.11.2007 863 {100.00 100.24: 0.00 -0.12 -0.25 16 12.49 - 13.04: 1.26 1.1
Uckumumyemerm, 01 4.23 200 :16.80 24.12.2006 - 181 1101.90 102.50: 0.31 -0.01 -0.18 1 16.39 12.00 - 0.49 0.43
MUA, 01 0.06 2200 :10.00 20.09.2012 - 2278 :102.00 103.00; 0.00 -0.48 0.49 12 9.71  9.19 - 2.69 2.46
MUA, 02 0.00 1000 { 9.50 09.08.2008 06.02.2007 775 99.90 100.30: 0.00 0.20 -0.10 12 9.49 - 9.65 { 0.60 0.55
MUA, 03 0.00 1500 { 9.40 23.02.2012 30.08.2007 2068 :100.00 100.50i 0.00 0.00 -0.25 6 9.34 - 915 1 1.12 1.03
Mupaxc lpyrn 5.23 1000 : 13.50 19.08.2008 22.08.2006 785 :100.45 100.70: 0.00 -0.05 -0.36 46 13.44 - 10.11¢ 0.16 0.14
MOMUA, 01 0.00 1500 : 9.00 21.12.2010 23.12.2006 1639 {100.00 100.15{ 0.00 0.71  0.10 1 8.91 - 7.04 i 049 0.46
MUK, 05 5.05 1120 :10.20 20.05.2008 22.05.2007 694 99.40 9959 : 010 -0.20 -0.45 10 10.25 - 11.22: 0.87 0.78
Canasamcmeksio 01 0.00 750 £11.60 25.03.2008 - 638 :100.00 103.00{ 0.00 0.00 -0.48 29 11.15  9.26 - 1.59 1.46
Canasamcmexiio 02 0.00 1200 : 9.28 28.10.2009 31.10.2007 1220 0.00 99.60: 0.00 -0.29 0.00 14 9.35 - 10.16§ 1.28 1.16
Cub. uemenm., 01 0.00 800 : 9.70 12.06.2008 14.06.2007 717 99.26 99.75: 0.00 0.00 -0.35 3 9.73 - 10.34: 0.94 0.86
Cy-155 0.00 1500 :10.50 30.03.2007 - 277 0.00 0.00 : 0.00 0.00 0.80 25 1040 944 - 0.72 0.66
TepHa-@uHarc, 01 0.61 500 :14.00 16.12.2008 19.12.2006 904 :100.00 100.30: -0.20 -0.10 -0.35 2 14.03 - 15.23 ¢ 0.47 0.41
LYH IleHCrieyCMY, 01 0.00 1000 (12.00 22.04.2010 24.04.2008 1396 }{ 99.00 99.60 i 0.00 -0.01 0.00 20 12.04 - 1214 % 1.63 1.45
FOCKK, 01 0.00 600 :14.00 01.07.2008 04.07.2006 39630 : 0.00 0.00 : 0.00 0.03 0.01 67 14.00 - 12.70: 0.02 0.02
TpaHcriopm
AsuaK. Camapa, 01 0.00 350 {14.00 08.03.2007 - 255 1101.20 101.70i 0.00 -0.10 -0.10 42 13.82 12.29 - 0.67 0.59
Mem JlaiH XaHOnuwe, 02 3.25 3000 :11.59 22.05.2008 23.11.2006 696 99.25 9940: 0.00 025 -0.40 10 11.66 - 13.00; 0.41 0.36
MMK-Tpatc, 01 0.00 650 :11.50 10.07.2008 11.01.2007 39639 { 100.50 0.00 { 0.00 0.05 -1.28 52 11.40 - 9.98 { 0.52 0.47
Mocob6neas, 01 4.09 1000 :10.75 21.12.2008 - 909 :101.61 101.80: 0.73 -0.15 0.19 1 1048 9.17 - 1.48 1.36
P>/, 05 0.00 10000: 6.67 22.01.2009 - 941 98.65 9880: 0.00 -045 0.75 28 6.77 7.43 - 2.35 2.18
PXX/, 03 1.03 4000 : 8.33 02.12.2009 - 1255 £103.30 103.80( -0.14 -0.34 0.97 4 8.05 7.31 - 3.06 2.85
PXA, 02 1.01 4000 : 7.75 05.12.2007 - 527 :101.00 101.30: 0.00 -0.20 0.38 4 7.65 6.94 - 1.39 1.30
PX[ 07 0.20 5000 { 7.55 07.11.2012 - 2326 :100.65 100.85: 0.00 -0.64 1.12 8 749 751 - 5.14 4.78
PXK[ 06 6.28 10000: 7.35 10.11.2010 - 1598 : 99.55 99.65: -0.15 -0.70 0.98 8 7.38 7.58 - 3.79 3.52
PXL[] 04 0.00 10000: 6.59 14.06.2007 - 353 {100.00 100.15: -0.056 -0.10 0.65 2 6.59 6.70 - 0.95 0.89
Tparcaspo-PuHaHcel, 01 0.00 2500 :11.65 05.02.2009 09.08.2007 955 :100.32 100.40: 0.00 -0.26 0.41 44 11.60 - 11.55: 1.04 0.93
OupkOHuoH 01 0.33 1500 (13.00 10.11.2009 15.05.2007 1233 { 96.90 98.80 i 0.28 -0.29 0.60 15 13.16 - 15.27: 0.84 0.73
tOT3dp, 01 0.00 1000 § 10.65 22.11.2006 - 149 98.95 100.00: 0.00 0.05 -0.40 9 10.63 10.18 - 0.41 0.38
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QPuHaHCO8bIl CeKmop

AK'BAPC, 02 0.00 1500 { 8.25 22.01.2009 26.07.2007 941 0.00 100.20: 0.00 0.00 0.00 34 8.25 - 8.46 : 1.02 0.94
batrk 3EHUT, 02 0.00 2000 : 8.39 16.02.2009 - 966 99.25 99.60: 0.00 0.10 -0.10 30 842 874 - 2.36 2.17
batk Kedp, 01 0.00 450 :11.00 05.10.2007 13.10.2006 466 99.65 99.90: 0.00 0.00 0.08 24 11.01 - 11.07: 0.29 0.26
bark Cnypm, 01 0.00 500 : 9.25 15.11.2007 16.11.2006 507 99.50 100.00: -0.20 0.00 -0.30 10 9.30 - 10.98{ 0.39 0.35
Brewmopzbatk 04 0.00 5000 { 6.50 19.03.2009 22.03.2007 997 0.00 0.00 { 0.00 -0.30 0.40 17 6.50 - 6.59 { 0.72 0.68
Brewmopabatk 05 0.00 15000: 6.20 17.10.2013 26.04.2007 2670 0.00 100.09:{ 0.00 0.09 0.59 10 6.19 - 6.23 { 0.81 0.76
las6atk, 01 4.00 750 :11.00 25.11.2008 21.11.2006 883 {100.00 100.15: -0.21 0.07 -0.20 10 11.00 - 10.86 i 0.41 0.37
lasnpombark, 01 0.00 1500 : 7.10 27.01.2011 - 1676 : 97.35 9769: 0.00 -0.10 -0.66 28 726 7.82 - 3.88 3.60
KUT @unaHc, 01 17.88 2000 :10.50 18.12.2008 17.12.2006 906 :100.15 100.27: 0.25 -0.35 -0.20 3 10.47 - 993 i 048 0.43
Macmep-batk, 02 0.00 1000 : 11.75 23.05.2008 25.05.2007 697 :100.00 100.10; 0.00 0.00 0.00 10 11.75 - 12.05; 0.88 0.79
MKB 01 0.00 500 :10.50 25.04.2007 - 303 {100.15 100.35: 0.00 0.05 0.20 18 10.46 10.43 - 0.79 0.72
MMB, 01 0.00 1000 : 8.30 13.02.2007 - 232 0.00 101.40: 0.00 - 0.00 30 8.18 6.01 - 0.62 0.58
MMB, 02 0.00 3000 : 6.50 11.02.2009 14.02.2007 961 0.00 0.00 : 0.00 0.00 0.10 23 6.50 - 6.54 : 0.62 0.58
Mockommepybark, 01 0.00 1000 { 9.76 10.12.2008 06.12.2006 898 {100.38 100.50; 0.00 0.07 0.15 5 9.71 - 8.51 0.45 0.41
pobusHecbaHk, 05 3.20 1000 :10.69 29.04.2009 03.10.2006 1038 :100.00 100.55: -0.39 0.49 -0.17 16 10.68 - 10.15: 0.27 0.25
Pocb6atk, 01 0.00 3000 { 9.25 15.02.2009 14.02.2007 965 {101.10 101.37: 0.00 0.18 -0.21 34 9.13 - 718 i 0.62 0.58
Poccenbxosbark 01 0.00 3000 ; 7.50 04.06.2008 06.12.2006 709 {100.25 100.60;{ 0.00 0.00 0.35 4 7.48 - 6.98 : 0.44 0.41
Poccerbxosbatk, 02 2269 7000 : 7.85 16.02.2011 - 1696 { 99.20 99.35: -0.25 -0.40 0.06 7 790 8.26 - 3.91 3.61
Pycckuti Cmardapm 03 0.00 2000 : 8.40 22.08.2007 23.08.2006 422 :100.02 100.12: 0.00 0.10 0.10 29 8.38 - 6.93 i 0.16 0.15
Pycckuti CmanOapm 04 4.98 3000 : 8.25 03.03.2008 - 616 9940 9965: 0.00 0.00 0.35 26 8.28 8.64 - 1.57 1.45
Pycckuti CmarOapm 05 0.00 5000  7.60 09.09.2010 15.03.2007 1536 § 99.30 99.95: 0.10 -0.35 0.07 21 7.66 - 8.94 i 0.70 0.64
Pycckuti CmaHOapm 06 0.00 6000 : 8.10 09.02.2011 15.08.2007 1689 : 99.30 99.50 : 0.00 -0.85 0.00 29 8.17 - 9.03 1.08 0.99
Pycb-batik, 01 0.00 1400 (10.50 19.03.2009 22.03.2007 997 99.35 100.00: 0.00 -0.35 -0.05 27 10.56 - 11.64: 0.71 0.64
Cubakadembark, 01 0.00 470 : 8.75 05.04.2007 06.07.2006 283 0.00 0.00 : 0.00 -0.05 0.00 19 8.75 - 8.58 { 0.03 0.03
Cubakadembatk, 02 0.00 1500 {10.00 12.12.2008 15.06.2007 900 0.00 0.00 { 0.00 0.00 -0.94 3 10.00 - 10.38 ¢ 0.93 0.85
TK @unatc, 01 0.00 1000 :10.75 18.09.2008 22.03.2007 815 0.00 101.90: 0.00 - 0.00 28 10.39 - 589 i 0.71 0.67
TypaHAnem 01 0.00 3000 { 6.40 06.10.2009 10.10.2006 1198 { 99.80 99.95: 0.00 0.00 0.06 13 6.41 - 6.66 i 0.29 0.27
YBPuP, 01 5.80 500 {12.50 05.07.2006 - 9 99.98 100.05{ 0.00 0.00 -0.35 59 12.50 11.80 - 0.02 0.02
®@uHaHc MHm UHe, 02 0.00 2500 : 8.33 12.09.2007 13.09.2006 443 0.00 0.00 { 0.00 0.00 -0.20 24 8.33 - 8.14 : 0.22 0.20
XKb batk, 02 0.57 3000 { 8.50 11.05.2010 15.05.2007 1415 { 99.75 100.00: -0.27 0.00 -0.05 10 8.52 - 8.97 i 0.86 0.79
XKB Batk, 03 0.00 3000 : 8.25 16.09.2010 22.03.2007 1543 : 99.70 99.95: 0.00 0.00 0.10 1 8.25 - 8.51 0.72 0.67
fOHuacmpymbatk, 01 1.49 1000 : 12.50 17.02.2009 20.02.2007 967 :100.10 100.27: -0.05 -0.15 0.25 43 12.49 - 12.73: 0.63 0.55

UemouHuku: REUTERS, pacyemsi baHka Mockebi
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POCCUUCKWE EBPOOBNUIALIUK 27 vioHsa 2006 r.

OMUTEHTbI OBBEM  [OrALUEHUE LIEHA U3MEHEHUE,% [OXOQHOCTb,% PEUTUHI  [IOPALMNSA

[OHen po Cnpaa k

O6bem, MiH.  KynoH,% MorateHne noraweHms Mokynka Mpopaxa AeHb Hegeno mecsL K noratw. Tekywas benchmark S&P Moody's Fitch  [iop. net. Moa. aop
CyeepeHHbIe egpoobiuzayuu
Poccusi 07 $ 2400 10 26.06.2007 364 103.69 103.81: 0.00 -0.18 -0.66 6.10 9.64 85 BBB Baa2 BBB: 0.97 0.94
Poccus 10 $ 2718 825 31.03.2010 1373 : 103.56 104.06 : -0.18 -0.24 -0.48 6.28 7.97 104 BBB Baa2 BBB: 1.83 1.78
Poccus 18 $ 3466 11 24.07.2018 4410 : 136.31 137.06: -0.18 -1.31 -2.25 6.55 8.07 132 BBB Baa2 BBB: 7.46 7.22
Poccus 30 $19 526 5 31.03.2030 8678 i 105.25 105.63: -0.35 -0.76 -1.73 6.54 4.75 131 BBB Baa2 BBB: 7.51 7.28
Poccus 28 $ 2500 12.75 24.06.2028 8033 : 167.50 168.19: 0.19 -1.55 -2.65 6.79 7.61 152 BBB Baa2 BBB: 10.48 10.13
O6nuzauyuu MuHgpuHa PP
MINFIN 8 $ 1322 3 14.11.2007 505 97.00 98.00 0.00 -0.32 0.32 6.17 3.09 0 BBB Baa2 BBB: 2.78 2.58
MINFIN 5 $ 2837 3 14.05.2008 687 9413 9413 : -0.13 -0.20 -0.13 6.46 3.19 0 BBB Baa2 BBB: 3.76 3.57
MINFIN 7 $ 1750 3 14.05.2011 1782 85.88  86.63 0.00 -1.15 -1.56 7.35 3.49 0 BBB Baa2 BBB: 6.20 5.85
O6nuzauuu Aries
ARIES 01 $ 2000 6.182 25.10.2007 485 10385 103.97: 0.01 012 -036 345 595 32 : BB+ Ba2 0.00 2.63
ARIES 02 $ 1000 7.75 25.10.2009 1216 { 111.46 111.65: -0.04 0.81 -0.42 3.99 6.95 28 BB+ Ba2 0.00i 2.94 2.83
ARIES 03 $ 2436 9.6 25.10.2014 3042 : 124.31 12456 : 0.36 1.37 -1.12 5.86 7.72 62 BB+ Ba2 0.00: 6.11 5.94
MyHuuyunanbHble eepoobniuzayuu
Mockea 11 i$ 374 6.45 12.10.2011 1933 { 106.32 106.80 : -0.28 -0.31 -0.52 5.05 6.07 120 i BBB Baa2 BBBi 4.48 4.27
TamapcmaH 15 i$ 250 7.7 03.08.2015 3324 : 96.54 98.38 : -0.18 -0.50 -0.82 8.44 7.98 322 ¢ B Bal BB: 4.81 4.62

KopnopamueHsbie eepoobnuzayuu
EspasxosiouHe 06 150 8.875 25.09.2006 90 100.31 100.59 i -0.09 0.00 -0.27 7.38 8.85 240 BB- B1 BB-i 0.24 0.24
PocHegpmb 06 150 12.75 20.11.2006 146 102.00 102.47: -0.24 -0.07 -0.67 7.39 12.50 211 B+ Baa2 BB+: 0.39 0.38

AMTEI 07 175 9.25 30.06.2007 368 100.00 100.15: 0.00 0.00 -0.50 9.25 9.25 396 0.94 0.90
Cubregms 07 400 11.5 13.02.2007 231 102.31 102.91: -0.67 0.00 -0.46 7.60 11.24 225 BB Ba2 0.60 0.58
rA3MPOM 07 500 9.125 25.04.2007 302 101.25 102.63: -0.81 -0.22 -0.46 7.50 9.01 219 BB+ Baal BB+: 0.80 0.78
THK 07 700 11 06.11.2007 497 105.17 105.70 : -0.22 -0.44 -0.90 6.92 10.46 166 Ba2 1.28 1.24
MTC 08 400 9.75 30.01.2008 582 103.11 103.73: -0.38 -0.21 -0.59 7.62 9.46 237 BB- 1.45 1.40
Cucmema 08 350 10.25 14.04.2008 657 103.41 10417 : -0.42 -0.28 -0.76 8.15 9.91 289 B B3 B+ 165 1.59
Anpoca 08 500 8.125 06.05.2008 679 102.13 103.00 : -0.34 -0.79 -0.74 6.87 7.96 161 B+ 1.74 1.69
Bumm-bunne-[anH 150 8.5 21.05.2008 694 101.76 102.26 : -0.10 -0.04 -0.20 7.48 8.35 222 B+ B2 1.78 1.71
MMK 08 300 8 21.10.2008 847 101.03 101.89: -0.10 -0.29 0.66 7.50 7.92 224 BB- BB-i 2.13 2.05
Cubregpms 09 500 10.75 15.01.2009 933 108.86 109.56 : -0.36 -0.28 -0.73 6.89 9.88 165 BB Ba2 2.21 2.14
Cesepcmarib 09 325 8.625 24.02.2009 973 101.63 102.50 : -0.71 -0.29 0.82 7.92 8.49 268 :B+U B2UBB-L 236 2.28
Bbimneskom 09 450 10 16.06.2009 1085  105.50 106.22: -0.05 -0.70 -1.20 7.88 9.48 264 BB Ba3 2.64 2.54

Espasxondure 09
HOPHWKE/b, 09

300 10.88 03.08.2009 1133 | 107.84 108.46: -0.27 -0.08 -0.48 7.96 10.08 272 BB- B1 BB-i 2.62 2.52
500 7.125 30.09.2009 1191 100.00 100.75: 0.14 -0.65 0.07 7.12 7.13 188 : BB+ Ba2 BBB- 2.91 2.81

A3I1POM 09 700 10.5 21.10.2009 1212 {11117 11177 % -0.30 -0.73 -1.13 6.68 9.44 144 BB+ Baal BB+ 2.86 2.77
Mezagpor 09 375 8 10.12.2009 1262 99.30 100.10: -0.48 -0.73 -0.59 8.24 8.06 299 BB- BB: 3.07 2.95
Bbimnesnkom 10 300 8 11.02.2010 1325 98.90 99.74 : -0.47 -0.97 -1.19 8.35 8.09 311 BB  Ba3 3.12 2.99
A3I1POM 10 1000 7.8 27.09.2010 1553 : 109.79 110.35: -0.13 -1.08 -0.76 5.16 7.10 136 BB+ Baal BB+ 3.61 3.44
MTC 10 400 8.375 14.10.2010 1570 99.71 100.61: -0.42 -0.83 -1.19 8.42 8.40 320 BB- 3.65 3.50
Bbimnesnkom 11 300 8.375 22.10.2011 1943 : 100.50 102.50: 0.00 0.00 0.00 8.25 8.33 305 BB Ba3 4.33 4.16
Cucmema 11 350 8.875 28.01.2011 1676 : 100.94 101.82: 0.03 -0.90 -1.21 8.62 8.79 340 B B3 B+ 3.73 3.58
MTC 12 400 8 28.01.2012 2041 97.30 98.11 0.06 -1.78 3.42 8.62 8.22 340 BB- 4.45 4.26
Cesepcmarne 14 375 9.25 19.04.2014 2853 : 103.73 105.23: -3.44 -0.66 1.95 8.58 8.92 334 :B+U B2UBB-L 5.68 5.45
Anpoca 14 800 8.875 17.11.2014 3065  108.13 108.94: -0.15 -1.71 -1.86 7.55 8.21 231 B+ 6.13 5.91

FA3rPOM 13-1
FA3IIPOM 13-2
FA3MPOM 13-3

1750 9.625 01.03.2013 2439 :{ 112.63 113.38: -0.11 -1.91 -2.09 7.20 8.55 199 BB+ Baal BB+ 5.04 4.87
1222 4.505 22.07.2013 2582 99.57 100.57 ¢ 0.00 0.00 0.01 4.66 4.52 -56 BB+ Baal BB+i 2.81 275
647 5.625 22.07.2013 2582 96.19  97.00 0.72 -1.57 -0.78 7.12 5.85 190 BB+ Baal BB+: 2.60 2.51

(AP AP AP AP PRAPA PR AP NP RN DN PN PN PP PSPPSR

FA3IPOM 15 1000 5.875 01.06.2015 3261 99.77 100.52: -0.41 -2.11 -2.04 5.91 5.89 187 BB+ Baal BB+: 7.17 6.77
FASIIPOM 20 1250 7.201 01.02.2020 4967 99.99 100.65: -0.01 -2.44 -1.81 7.20 7.20 196 BB+ Baal BB+: 8.64 8.34
ASI1POM 34 1000 8.625 28.04.2034 10167 i 110.75 112.00 : -1.87 -1.39 -2.18 7.68 7.79 241 BB+ Baal BB+: 11.53 11.11
Miemounuku: REUTERS
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POCCUUCKWE EBPOOBNUIALIUK 27 vioHsa 2006 r.

OMUTEHTbI OBBEM  [OrALUEHUE LIEHA U3MEHEHWE,% [OXOQHOCTb,% PEUTUHI  [IOPALMNSA

[OHen po Cnpaa k

O6bem, MH.  KynoH,% MorateHne Mokynka Mpopaxa AeHb Hegeno mecsL K noratw. Tekywas S&P Moody's Fitch  [iop. net. Moa. aop

noratueHus benchmark

baHKoecKue eepoobniuzauuu

YpanCub baHk 06 $ 140 8875 06.07.2006 9 99.95 100.15: 0.00 -0.02 -048 1098 888 636 B1 B : 002 0.02
TNpomcessbbark 06 $ 200 10.25 27.10.2006 122 10060 101.19i 0.00 -026 -0.06 823 1019 324 B Ba3 B i 033 0.32
MAaM 06 $ 200 9.375 23.09.2006 88 100.38 100.51: 0.00 0.00 -0.34 720 934 203 i B+ Ba2 BB-! 0.23 0.23
Mempokommepy 07 $ 120 9 09.022007 227 i 101.05 10140 -0.02 -006 -0.34 719 891 186 B Ba3 0.59 0.57
Anbghabark 07 $ 150 7.75 09.02.2007 227 100.16 100.71i -013 -011 -019 742 774 212 i BB- Ba2 B i 060 0.58
Pocb6arik, 07 $ 150 7.625 09.07.2007 377 i 99.72 100.39: -0.13  -0.52 - 791 765 227 i BU B+ i 0.99 0.92
HOMOC 07 $ 100 9.125 13.02.2007 231 i 100.54 101.00i -0.01 -0.04 -057 819 908 284 Ba3 B+: 0.60 0.58
MocHap6arik 07 $ 200 6.8 05.10.2007 465 i 101.34 101.53i 0.00 -007 -015 629  6.71 68 BBB-

MBI Hukotin $ 150 9 19.03.2007 265 i 100.46 100.81i -0.03 -0.14 -051 830 896 297 B i 070 0.67
Pycc. Cmand 07 $ 300 875 14.04.2007 291 :100.00 100.75: -0.15 -0.60 -0.22 872 875 339 :BBB+ 0.77 0.74
BTb 07 $ 300 8.026 30.07.2007 398 i 102.35 102.68i 0.00 0.01 -0.31 621 7.84 60 : BBB A2 BBB 2.45
MBPP 08 $ 150 8.625 03.03.2008 615 i 99.50 10041 -0.34 -0.18 001 894 867 367 B i 156 1.49
Anbgpabank 08 $ 250 7.75 02.07.2008 736 i 99.65 10045 -0.38 -022 -0.17 794 778 268 i BB- Ba2 B i 1.83 1.76
rasnpom6atk 08 $ 1050 7.25 30.10.2008 856 : 100.44 101.31i -042 -063 -024 7.04 7.22 178 i BB A3 217 2.10
BTE 08 $ 550 6.875 11.12.2008 898 : 100.40 101.05: -028 -024 -077 669 6.85 145 i BBB A2 BBBi 2.29 2.22
Poc6ark, 09 $ 225 975 24.09.2009 1185 i 102.63 10363 -011 -1.84 -092 842 950 326 i BU B+: 200 1.96
MocHap6ark 08 €150 4.375 30.06.2008 734 i 96.04 96.54 : 0.01 007 042 652 456 126 BBB{ 1.90 1.84
XKB BaHk 08-1 $ 150 9.125 04.02.2008 587 i 100.14 100.89 i -0.07 -0.42 -0.37 9.02  9.11 375 B- 1.47 1.41
XKB BaHk 08-2 $ 275 8.625 30.06.2008 734 i 9856 99.56 i -044 -045 -0.77 943 875 417 B- 1.80 1.72
Bank Mockesl, 09 $ 250 8 28.09.2009 1189 i 100.63 101.63i -0.86 -066 -067 777 795 253 BBB- 2.87 277
BaHk Mockesl, 10 $ 300 7.375 26.11.2010 1613 | 9878 9953 i -0.81 -060 -0.67 770 747 249 BBB: 3.82 3.68
BTG 11 $ 450 7.5 12.10.2011 1933 i 101.75 102.75i -0.35 -065 -0.71 7.09  7.37 188 i BBB A2 BBBi 4.41 4.26
BTG 15 $ 750 6.315 04.02.2015 3144 i 97.00 9794 i -065 -073 -1.04 726  6.51 202 i BBB A2 BBBi 3.01 2.90
C6epbark 15 $ 1000 6.23 11.02.2015 3151 i 9813 9843 i -0.01 040 -1.05 652 6.35 128 A2 BBB: 6.62 6.41
BTb 35 $ 1000 625 30.06.2035 10595 i 90.00 93.88 i 0.00 -590 -195 7582 694 259 : BBB A2 BBB: 6.70 6.45

UcmoyHuku: REUTERS
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MWUPOBOW PbIHOK AONTA 27 vioHsa 2006 r.

Mupoeoli pbiHOK onea

SMUTEHTbI LHEHA U3MEHEHUE, % AdOXOOHOCTb,% [AIOPALNA PEATUHI
MocnepgHsis R
Mo 3akpbiTUIO KoTHpOBKa OeHb Hefens MecsiL [o noraweHus Hiopauusa S&P Moody’s
US30YT=RR 88.45 88.53 -0.28 -1.30 -0.76 5.27 15.53 AAA Aaa
EU2YT=RR 99.42 99.42 -0.06 0.09 0.02 3.56 1.93 AAA Aaa
EU10YT=RR 99.28 99.28 -0.07  -1.05 3.78 4.09 8.41 AAA Aaa
MEXGLB26=RR 144.63 144.50 0.00 -1.07 -3.24 7.24 9.85 BBB Baa1
BRAGLB27=RR 121.25 121.00 -0.10 -1.07 -5.86 8.03 9.94 BB Ba3
TRGLB30=RR 131.13 131.13 -1.83 -4.64 -6.72 8.74 9.50 BB- Ba3
TRGLB10=RR 110.63 110.56 -1.06 -2.98 -2.56 8.55 3.30 BB- Ba3
ARGFRB=RR 0.00 0.00 0.00 0.00 0.00 0.00 0.00 B B3
ARGGLB30=RR 28.31 28.31 0.00 0.00 -3.63 95.56 1.81 B B3
RUSGLB30=RR 105.31 105.25 -0.35 -0.76 -1.73 6.54 7.51 BBB Baa2
RUSGLB10=RR 103.63 103.56 -0.18 -0.24 -0.48 6.28 1.83 BBB Baa2
RUSGLB10=RR 103.63 103.56 -0.18 -0.24 -0.48 6.28 1.83 BBB Baa2
HemouHuku: REUTERS
UHdekcbl JPM EMBI+
EMBI+ CriP34 WHOEKC U3MEHEHUE, %
Cnpag MSMT:::e % BHayeHve 3a feHb CM:;\;?;E C Havana roga 3a 12 mecsiues

EMBI+ 232 5 360.24 -0.37 -1.49 -2.28 4.21

EMBI+ RUSSIA 127 1 409.39 : -0.13 -1.03 -3.88 -0.63

EMBI+ MEXICO 153 1 314.07 ¢ -0.23 -0.80 -5.03 -1.44

EMBI+ TURKEY 320 11 223.05: -0.73 -5.90 -8.07 -2.14

EMBI+ BRAZIL 264 7 507.10 i -0.19 0.75 0.59 10.01

EMBI+ VENGVUELA: 225 1 545.21 -0.60 -1.86 0.13 12.22

UcmouHuku: J.P. Morgan Chase, REUTERS
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TAKTHAA UHOOPMALUA 27 vioHsa 2006 r.

HacToswmit LOKYMEHT NpeaoCcTaBneH UCKIYNTENBHO B MOpsiake UHGOPMaUmn U He SIBRSIETCA NPEASIoKEHMEM O NPOBEAEHUM ornepaumii Ha PbiHKE LieHHbIX Bymar, 1, B 4acTHOCTH,
npeanoxexnnem o6 Mx Nokynke v npoaaxe. HacTosWwmi [OKYMEHT COAepXUT MHGOPMaLMIo, NOMyYeHHYI0 U3 UCTOYHWMKOB, KoTopble BaHk MockBbl paccmaTpuBaeT B kadyecTBe
poctoBepHbix. OgHako BaHk MocKBbI, €ro pyKOBOACTBO M COTPYAHUKM HE MOFYT rapaHTUpoBaTb abCOMOTHLIE TOYHOCTb, MOSIHOTY U AOCTOBEPHOCTb TAKOWM MHGOPMaLMM U He HecyT
OTBETCTBEHHOCTU 32 BO3MOXHbIE MOTEPU KIIMEHTa B CBS3W C ee ucnosfib3oBaHueM. OLeHKU U MHEHWSI, NPeacTaBrieHHble B HACTOSALLEM OOKYMEHTE, OCHOBaHbI UCKMIOYUTESIbHO Ha
3aKMOYEHUsX aHanuTMkoB BaHka B OTHOLUEHUM aHanM3VMpyembiX LEHHbIX Gymar v 3MWTEHTOB. BosHarpaxaeHue aHanuTVKOB He CBSI3aHO W HEe 3aBUCUT OT CcoAepXaHusi
aHanuTM4Yecknx 0630poB, KOTOPbLIE OHW FOTOBST, UMW OT CyLLECTBa AaBaeMblX UMW PEKOMEHAALMNA.

BaHk MockBbl, ero pykoBoACTBO W COTPYAHWKM HE HECYT OTBETCTBEHHOCTW 3@ MHBECTULMOHHBIE PELUEHUsI KIIMeHTa, OCHOBaHHbIe Ha WMHGOpMaLmK, coaepxallencs B HacTosiLLem
nokymeHTe. baHk MockBbl, €ro pykoBOACTBO M COTPYAHUKW HE HECYT OTBETCTBEHHOCTU B CBSA3W C NPSAMbIMW UM KOCBEHHBIMW NOTEPSMU W/UNK yLLepObOoM, BO3HUKLLMM B pe3ynbTaTe
MCMOMb30BaHUSA KIIMEHTOM UHAOPMaLMK Un Kakon-nmbo ee YacTu Npu coBepLLIEHWN onepauuii ¢ LeHHbIMM Bymaramu. BaHk Mockebl He 6epeT Ha cebsi obsizaTenscTBa perynsipHo
06HOBNATL MHOPMaLIMIO, KOTOpas COAEPXUTCS B HACTOALLEM [JOKyMEHTE UMW UCMpaBnsTb BO3MOXHble HETOYHOCTW. Caenku, CoBeplueHHble B MPOLUIOM W YNOMSHYTble B
HacTosILLEeM [OKyMEHTe, He BCerfa siBMsTCS UHANKATUBHBIMK ANs OnpeaeneHuns peynbtaToB byayLumx caenok. Ha cToumocTb, LieHy Ui BennyMHy [oxofa nNo LeHHbIM Gymaram
WU NPOW3BOAHBLIM WMHCTPYMEHTaM, YMOMSHYTbIM B HacToOsiLleM [AOKYMeHTe,  MOryT oOkasblBaTb HebnaronpusTHoe Bo3deiicTBMe KonebaHus OOMEeHHbIX KypcoB BanioT.
MHBeCcTMpOBaHWe B POCCUICKME LeHHble Bymary HeceT 3HaYUTENbHbIA PUCK, B CBA3M C YEM KIMEHTY HeobXxoaMMO MPOBOAUTb COOCTBEHHBIM aHanu3 pbiHKa W WUCCreaoBaHue
Ha[leXXHOCTN POCCUIACKVX 3MUTEHTOB 40 COBEPLLEHUS COEMOK.

HacToswunii JOKYMEHT He MOoXeT ObiTb BOCNpOouU3BeAeH, NOMHOCTBIO UMW YacTUYHO, C HEro Henb3s AenaTb KOMWW, BbIOEPXKU M3 HEero He MOryT WMCMoMnb3oBaTbCA ANA Kakx-nubo
nybnukaumn 6e3 npeaBapuTENbHOrO MUCbMEHHOrO paspelleHns banka MockBbl. BaHk MockBbl HE HeCeT OTBETCTBEHHOCTM 3a HeCaHKUMOHMPOBAHHblE AEWCTBUSI TPETbUX NuL,
CBSA3aHHble C PacnpoCTpaHeHNeM HacTOSLLEro AoKyMeHTa unu nioboii ero YacTu.

KOHTAKTHAA NH®OPMALUA WWW.MMBANK.RU +7 (495) 105-8 +7 (495) 924-008
e-mail BH, Ten

BULIE-NPE3VAOEHT CbITHUKOB Anekcen

OENAPTAMEHT YMPABNEHWA AKTUBAMU

[vpekTop AenapTameHTa KacbsiHoBa EneHa Kasyanova_EA@mmbank.ru 46-79

AHATIMTUYECKOE YNPABINEHWE

Sam. ApeKTopa AenapTameHTa, Tpemacos Kupunn Tremasov_KV@mmbank.ru 45-92

HayarnbHWK ynpasneHus

Otaen aHanmsa pbiHka akLumin

HavanbHuk otoena Bepnexees Bnagumnp Vedeneev_VY@mmbank.ru 28-17

MaBHbIN cneuuanucT CkBopLoB OAMuTpuii Skvortsov_DV@mmbank.ru 28-32

maBHbIN cneunanucT Nammi Muxann Lyamin_MY@mmbank.ru 28-44

Cneuunanuct Becenosa Onbra Veselova_OV@mmbank.ru 28-92

Otaen aHanvsa [onroBbiX PbiHKOB

HavanbHuk otaena ®epopos Erop Fedorov_EY@mmbank.ru 42-33

Benywmii cneumnanuct KoBanesa Hatanbsa Kovaleva_NY@mmbank.ru 17-51

AccucteHt YynpbiHa TaTbsiHa Chupryna_TV@mmbank.ru 42-81

YMNPABNEHWVE TOPIrOBbIX ONEPALIA

HavanbHuk ynpaBneHus Becnanoe Anekcen Bespalov_AV@mmbank.ru 42-20

PbIHOK akumi Bonkos Anekcen Volkov_A@mmbank.ru 28-37

PbIHOK obnvrauuin BposuH Anekcen Vdovin_AV@mmbank.ru 28-95

YOPABNEHWE OPOOAX

HavanbHuk otoena MasHuH Bnagumunp Maznin_VA@mmbank.ru 12-59

MeHepxep no pabote ¢ knueHTamm BopHukoBa Hatanbs Bornikova_NY@mmbank.ru 45-94

© BAHK MOCKBbI
AHanuTuyeckun otgen
+7 (495) 105-8000, BH. 4233

OB30P A0JIFOBbIX PbIHKOB

WWW.MMBANK.RU




